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I SECTOR OUTLOOK
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Swing Trading
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CHG : CHG24C1711A
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Name CHG24C1711A Expire Date(Maturity Date) 07-Dec-2017
Underlying CHG Last Trading Date 30-Nov-2017
Type Call Listing Date 24-Apr-2017
Strike 3.118 Conversion Ratio 0.70270
TimeDecay Per Day 0.00% Effective Gearing 0.00
Delta 0.01% Implied Volatility 50.00%
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TOP GAINER AND LOSER

5 TOP MAINBROAD GAINER

m PClose %Change Support Resistance Trend (1 Week) Technical View

1 ANAN 6.60 +8.20 6.25/6.10 6.80/7 Uptrend Breakout 4uvin New High

2 MODERN 6.05 +7.08 5.80/5.65 6.15/6.30 Uptrend fnndu 5.80 v filomadusislna
3 KSL 5.15 +6.40 4.85/4.70 5.30/5.50 Uptrend Aughdususuuu Rounding Bottom
4 NNCL 1.84 +4.55 1.80/1.76 1.90/2 Uptrend FAsdusiomuianaIBauIn

5 TOP MAINBROAD LOSER

m PClose %Change Support Resistance Trend (1 Week) Technical View
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1 AMANAH 1.43 -9.49 1.40/1.33 1.55/1.60 Sideway 1109 Sideway

2 TKS 12.10 -8.33 12/11.70 12.70/13.20 Sideway wwsudAey 12 um

3 SYNEX 15 -6.68 14.80/14 15.60/16 Uptrend Astalfind limeran 14.80 uw fasiuasfeninau
4 PRM 11.60 -5.69 11.20/11 12.20/12.60 Sideway asnuszguddny Alonmaiss

5 ECL 408 -5.56 4/3.82 4.30/4.50 Uptrend asulafigeanansaiu 4 vwldsnusnawuan

nununlsznaunsidon Top Gainer ua: Top Loser
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g® COMMODITY MARKET

WTI Oil Baltic Dry Index

(LIGHT CRUDE USD/1000 BBL) daily Shipping Index daily
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I Gold Futures

o = = 2 Spot Gold 60 mins
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uuISsy HUEIU
1284 1276 1294 1300
23 w.y. 2017 Contracts Long Short Net YTD
Ao SPDR Asn1sfionsaanasm Institution 6900 5848 +1052 10484
Viszeiu 843.39 ¢ Foreign 7859 474 +7385 -32105
Local 2921 11358 -8437 21621
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- USD Futures

o uARuUImAuudGan 32.65 v/ T T
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GIED] YavinA lsfinuudedn sedemduunuse 133400
32.65 v /meaansansgluudd 333 -
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Market Summary & Theoretical Price

SET50 Index Futures

Series Settle Change Con‘1ltc:' tcts Change ol Change Il)):l)i’;:r‘; . Theoredical YIT:{d I;L::: Basis ';':::;:::
Theoretical Lower Upper
S50X17 1090.2 -2.4 g 3 75 1 5 1090.51 1090.40 1091.33 0.11% 0.015 -0.10 -0.31
S50217 1091.8 -3.8 81016 -30560 318818 -4787 34 1091.81 1091.05 1097.40 0.01% 0.015 1.50 -0.01
S50F18 1091 -7.9 5 -8 13 -3 67 1089.66 1088.16 1100.67 1.82% 0.015 0.70 1.34
S50H18 1090.3 -3.6 5292 -3962 25619 275 126 1082.09 1079.27 1102.80 3.68% 0.015 0.00 8.21
S50M18 1088.2 -3.4 446 -137 4535 22 216 1062.49 1057.65 1097.98 5.81% 0.015 -2.10 25.71
S50U18 1085.5 -4 271 -175 4291 -19 307 1023.63 1016.75 1074.07 8.77% 0.015 -4.80 61.87
Gold Futures
Series Settle  Change CoXtc:' ::l.cts Change ol Change g:lﬁet:;’ . Theoretical PI;?::::;:“‘t/ Risk Free Rate
Theoretical Lower Upper
GFz17 19960 -90 406 331 3464 424 34 20,080 20,066 20,182 -29.59 1.50%
GFG18 20020 -70 96 77 844 22 95 20,130 20,091 20,417 -39.85 1.50%
GFJ18 20050 -80 94 83 348 85 154 20,178 20,115 20,644 -48.47 1.50%
USD Futures
Series Settle Change Days to Delivery Theoretical Basis
USDX17 32.70 -0.02 5 32.69 0.04
uSDz17 32.65 -0.02 34 32.77 -0.01
USDF18 32.67 -0.02 67 32.86 0.01
USDH18 32.65 -0.02 125 33.01 -0.03
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