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B® SET50 Index Futures

(SET50 December 19) daily
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S50Z19C1050 38.10 -5.90 131 1017 31.38 6.72 1088.10 0.01 9.16% 0.79 22.46
c
.g S50Z19C1075 22.40 -3.60 242 3091 6.38 16.02 1097.40 0.01 9.83% 0.58 27.95
8‘ S50Z19C1100 11.70 -2.60 672 4,252 0.00 11.70 1111.70 0.03 10.19% 0.37 34.14
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S50Z19P1150 72.00 2.20 1 379 68.62 3.38 1078.00 0.00 13.74% -0.84 -12.59

October 22, 2019 3 | Page



%ﬂ Chart Insight _ ‘F"W\IANSIA
P> SECTOR OUTLOOK

Health Care Services
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GLOBAL POWER SYNERGY PUBLIC COMPANY daily
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BANGKOK BANK PUBLIC COMPANY LIMITED daily
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Momentum Trading
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wing Trading
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MAJOR CINEPLEX GROUP PUBLIC COMPANY
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DW

DTAC: DTAC24C2004A

+INANSIA

ALWAYS A STEP AHEAD

TOTAL ACCESS COMMUNICATION daily_ LSy ({37 1] ﬁ"]u
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Name DTAC24C2004A Implied Volatility 52.00% Underlying Bid* DW Bid Price(THB) *
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Underlying DTAC Delta 35.18% 62.00 053 052 052 051 051
Type Call Listing Date 18-Oct-2019 6175 052 051 051 0:50 0:50
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Strike 75.940 Last Trading Date  30-Apr-2020 . . e e " "
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g COMMODITY MARKET
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Market Summary & Theoretical Price

SET50 Index Futures

series setle Change ML ouel O o Sen mmeoretiol Lo AP
Theoretical Lower Upper
S50V19 1081.0 -7.8 12 3 50 0 8 1081.79 1081.55 1083.03 0.02% 1.75% -0.38 -0.79
S50X19 1079.8 -7.8 3 3 12 -1 37 1082.88 1081.79 1088.64 0.38% 1.75% -1.58 -3.08
S50719 1079.3 -6.3 120816 0 315387 0 66 1082.77 1080.81  1093.03 1.04% 1.75% -2.08 -3.47
S50H20 1075.1 -6.5 9123 499 27640 329 157 1080.08 1075.43 1104.50 2.03% 1.75% -6.28 -4.98
S50M20 1071.4 -6.2 1052 88 7138 124 251 1071.49 1064.05 1110.53 3.08% 1.75% -9.98 -0.09
S50U20 1067.5 -5.7 289 -143 1302 18 343 1066.24 1056.08  1119.59 3.24% 1.75% -13.88 1.26
Gold Futures
Series Settle Change v b ol — Days to Theoretical Prc.emium / Risk Free Rate
Contracts  Change Change Delivery Theoretical Lower Upper Discount
GFV19 21440 -20 19 8 1015 -14 8 21342 21337 21367 97.85 1.75%
GFZ19 21530 -40 30 -2 911 39 66 21401 21363 21604 128.52 1.75%
GFG20 21600 -110 5 -9 188 9 128 21465 21390 21858 135.11 1.75%
Gold Online Futures
Series Settle Change Cor\lﬁzcts Vol Change ol Ol Change Days to Delivery Theoretical
GOZ19 1499.50 2.30 9751 1861 43898 2105 66 1487.98
USD Futures
Series Settle Ol Change Days to Delivery Theoretical Basis
USDV19 30.26 -0.01 8 30.28 0.00
USDX19 30.25 -0.01 37 30.35 -0.01
uSDZz19 30.25 -0.03 66 30.42 -0.01
USDH20 30.24 0.01 157 30.64 -0.02

October 22, 2019 14 | Page



év" Chart Insight _, ‘FINANSIA

ALWAYS A STEP AHEAD

o So o aw o o o o ae o - o & o o X & o a4 A . oA = kY o . a ey o o o o = g

DISCLAIMER: Mgauadudisarilasuisnuanning fiwde lasa s1ia @mow) “ussn deysfiidnnglunsnuaduiigniarduuuiugmussundedeyafidotmianndeidanaviideiie uszsitsesnnugndannugnees athelsimaussnlisasuduvesdaysdinann deysuszanudiuiidnngeglusonu

o & - & a & oa v Y v 9 e . @ a W oA e o a & e & a o e &, w & & ae W Y ve o a o .o o &, o a4V e oa .
avuftenaiinauowulas uily wiariudaldasaanmlaghideudalinaudimh visnlidenalzasdnazangmiedmulidamu amudeanisnonannindmaunuannglunsnuaivil amuisnldlduleiunsasuununienaamannindmadaysidnngudadla v5nishisfaseudaniu
;: da X o o a «. @ Aﬁll e P @ - o % aa . o a
Fomola g Mifedunnmubhdayaniernuniulunsnuaivitldldlithnsdlaiow damuasdnundayauacdfqauAfiae tasaunsulumsdadulaamu

P nnniv < ’ o & o o o w <. wAVL.z ¢ o o o ¥ a ‘e i - . M we o ea oo @ o o ea 4 @
vidnasnudvindludayauszanaiuiunngaglunsnuadvil dadliflabhdayauszanaiulunsnuaduitlulss:lomd dasen daudas v shaenusamiaisunidemmmawliimmuaniasndm laolildsuaugnadumssneaEnssrnussndmih meamulundimiwdlanudos daamuais

AnmdayauazRaranatdasaunaudaumsdadulanamu

yiwnnanniwg Aide loss 1na @wmw) enadudguasninadas (Market Maker) uazgeanlumagyusasinbaywus (Derivative Warrants) uuwanning AAV, ADVANC, AEONTS, AMATA, ANAN, AOT, AP, BANPU, BBL, BCH, BCP, BCPG, BDMS, BEAUTY, BEC, BEM, BGRIM, BH, BJC, BLAND, BPP, BTS,

CBG, CENTEL, CHG, CK, CKP, COM7, CPALL, CPF, CPN, DELTA, DTAC, EA, EGCO, EPG, ERW, ESSO, GFPT, GLOBAL, GPSC, GULF, GUNKUL, HANA, HMPRO, INTUCH, IRPC, IVL, JAS, JMT, KBANK, KCE, KKP, KTB, KTC, LH, MAJOR, MBK, MEGA, MINT, MTC, ORI, OSP, PLANB, PRM, PSH, PSL, PTG,

PTT, PTTEP, PTTGC, QH, RATCH, ROBINS, RS, SAWAD, SCB, SCC, SGP, SIRI, SPALI, SPRC, STA, STEC, SUPER, TASCO, TCAP, THAI, THANI, TISCO, TKN, TMB, TOA, TOP, TPIPP, TRUE, TTW, TU, TVO, WHA WAz SET50 Future lasuuiny anasamuniinnzdvamanningdnsdeasnsn dou dnasmu
) a o oa & o a. a o o . o a

ﬂﬁﬂnmswa:Lam’lwmaaﬁmumaﬂummyLtﬂmawﬁagwuf@anm’mauwfm'li)amu

winog: UszmunssunavessSennanning g lass sinia @wnow) drssduniadunssuniesn ny AasUaistu e (mTw)

Remark : FSS's Chairman is a TRUE'’s director.
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