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Technical Review:
e S50U17: sssiuidadndeyiiuudhu 995 aa iathaldaznanainsauuniseands
e Momentum trading : KKP, PLAT
e Swing trading : PM, STEC
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v

- SET50 Index Futures

(S50U17) dally - o N
] Anltaunn ustisaduaatiiodnuuun
- 1,020.00

sinu 995 am

£1,010.00
1000-1002

1,000.00 21 a.m. 60 WnaswuswwIfinaunn Long
:foo and 2,788 &yeayun (1 J.8.-21 &.a. Jooa Short
Csooq  AVBazAN 25,646 dryeyn)

| o700 awsrsdlandganzianiauniedilunsou
| anwaun 990-1000 3

Tavsourdnazitlauin usdefauuiduaday

: 960.00

© 950.00

995 qm nszuuliusgsuniseandrezg 993-995 qn
- 940.00

: iuldfsazduithnangsedden 998-1000 3
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92000 nauns S50U17 (Swing Trade)
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© 2017 Bisnews AFE (Thaiznd) Limited www bisnews com 998.50 qu ﬂaiamjﬂ']vlﬁ ﬂsmv‘am 990 Qm Stop

o wasmio Long siunu 991-995 3@ uar 998-

uuIsU uUIsNU A
loss aanlunan
993+ 991+ 995+ 997+ a . o .
e WosnIN lisinndn 990 am uusinde Long 1o
Contracts Long T Net VTD A iangiAn Technical Rebound gauiuwians
Institution 6597 6022 575 53941 990 apnausnilla Short anu
Foreign 13659 10871 2788 -44208
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H B -
H B
g8 SETS0 Index Options
. SET50 Long
) 77 o I Cost Profit/L
p/|_ $50U17C1000 Az ¢ Wait and See e ssou17c1o00 COst Profi /Loss
120 900 -100 6.8 -6.8
100 925 -75 6.8 -6.8
/ Aauns : Wait and See 950
80 -50 6.8 -6.8
/ VIAVNUFNAR - 975 s o5 s
60 . . : .
A lsavaavangu s : -
=P/l voor 1000 .
) o 0 6.8 6.8
40 wWhnaneasvindnls ;-
/ . . 1025 25 6.8 182
20 ANAUNU (LHDKRUADNY) -
/ 1050 50 6.8 432
D T T T T T 1
900 925 950 975 1000 1025 1050 1075 1100 1075 75 6.8 68.2
20
1100 100 6.8 932
Intrinsi All-in- | i Effecti
Price Chang Vol. Open ntrinsic Time Value Break Even . l,n mpl.L e.d ec?we
Interest Value Premium Volatility Gearing
S50U17C950 4470 -0.20 0.00 710 46.70 -2.00 994.70 0.00 0.00% 21.38
c
.§ S50U17C975 21.20 -0.30 106.00 4643 21.70 -0.50 996.20 0.00 0.00% 46.03
8' S50U17C1000 3.00 -0.50 127.00 14977 0.00 3.00 1003.00 0.01 3.31% 128.15
3 S50U17C1025 0.40 0.00 34.00 11284 0.00 0.40 1025.40 0.03 5.13% 136.63
S50U17C1050 0.10 0.00 0.00 1002 0.00 0.10 1050.10 0.05 6.82% 125.45
S50U17P950 1.20 0.00 160.00 11459 0.00 1.20 948.80 -0.05 10.06% -64.29
§ S50U17P975 2.20 0.10 367.00 15850 0.00 2.20 972.80 -0.02 6.96% -78.19
3‘ S50U17P1000 9.20 0.50 166.00 12657 3.30 5.90 990.80 -0.01 551% -61.37
E S50U17P1025 31.90 1.30 12.00 3927 28.30 3.60 993.10 0.00 9.69% -24.94
S50U17P1050 58.00 0.30 11.00 347 53.30 4.70 992.00 0.00 15.77% -14.23
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V%

I SECTOR OUTLOOK

Property Development

Level 1 Level 2 Property Development l da"y:

Support 285 280 '“W MH“ I

Resistance 290 293 i* k “HH- lm—i it
i i/
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17 151721232729 Apr 071117192125 May 0509121618222426 Jun 060812141620222628 Jul 06111317192125 Aug 040810151721 |
% 2017 Benews ATE (Thaland) Umited e Do wa G

Automotive
Level 1 Level 2 Automative - dally.
Support 540 530 '**H o pth " .T “
PP *‘H.**F +LT I t I*Th.' *'T l mEm
Resistance 550 560 i"* T
+ 530.00
-L Lo : g
L'*I ’ s - 520.00
uAasluAsaU V ! sr000
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I Top Most Active

PTT PUBLIC COMPANY LIMITED
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Momentum Trading

Support 7'25 THE PLATINUM GROUP PUBLIC COMPANY da"yz —
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Swing Trading
PREMIER MARKETING PUBLIC COMPANY LIMITED ‘ dallyé support 1 1
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THAI OIL PUBLIC COMPANY LIMITED

daily
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FINANSIA SYRUS|

GPSC : GPSC24C1801A

GLOBAL POWER SYNERGY PUBLIC COMPANY I "a”!fr - uu-)‘{u uu—)ﬁ—\u
‘Hi hl !I‘ 'i oo 38-38.25 37.50 39.75 41
Ihm.‘ ‘l .J“ fﬁ soulnaiiuldiniavedianduuin sraedoulniniiodu
T Imhhl v F@REY 100 Ju (ﬁu,m”q) ?:ﬂ:ﬁuLﬁmnwsﬂamaquﬂﬂﬁum%u 38 uwm
+III+H|H! TI"Y l 3600 wouulmznsindaiia ddudashnduviszssiu 39.75/41 uwm

AounudoyaliuGu

Tnsdid 02-658-9915
Email: dw@fnsyrus.com

| I,
f“u“] ‘Ia}-f,prfhmwmf-wﬁ ‘quﬁlﬁrﬂL ,
‘
\ -

u -33.00
17 Feb 07 1016 21 Mar 07 10 1520 23 28 Apr 10 17 20 25 May 08 12 17 22 25 Jun 07 12 15 20 23 28Jul 06 12 17 20 25 Aug 07 10 16 21 24 Sep|
5 B (it e

Line: @dw24
Name GPSC24C1801A Expire Date(Maturity Date) 06-Feb-2018
Underlying GPSC Last Trading Date 31-Jan-2018
Type Call Listing Date 15-May-2017
Strike 45.500 Conversion Ratio 8.95000
TimeDecay Per Day -0.57% Effective Gearing 5.44
Delta 37.69% Implied Volatility 47.00%
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TOP GAINER AND LOSER

5 TOP MAINBROAD GAINER

m PClose %Change Support Resistance Trend (1 Week) Technical View

1 SVOA 2.08 10.64 2/1.90 2.14/2.20 Uptrend Huntio 2 um NANNUDIRASY

2 TLUXE 10.40 6.12 10/9.50 11/11.40 Sideway Up asguddsy 9.50 v wwshusanedoy 11 un
3 SQ 6.10 6.09 5.90/5.60 6.15/6.30 Sideway Fuaunsounushuddey 6.10 v 1Huaadaaula
4 TEAM 1.98 4.76 1.90/1.84 2.04/2.10 Uptrend Fusiomuuuwliiniéu

5 PTG 18.60 3.91 17.80/17 19/20 Downtrend dosdn 19 v fesanwszuznanaduuln

5 TOP MAINBROAD LOSER

m PClose %Change Support Resistance Trend (1 Week) Technical View

1 PK 5.20 545 5/4.80 5.30/5.60 Downtrend Fdamn Low Tusatssiaiilos

2 ASAP 7.95 5.36 7.80/7.50 8.15/8.45 Sideway undsshlunsouaumany so180AU

3 PRIN 1.48 5.13 1.46/1.43 1.50/1.55 Sideway oduwa vzaaunnusu 1.46 um

4 GL 18.60 3.63 18.10/17.30  19.20/19.80 Downtrend Buiuussnoitun

5 ESSO 10.90 3.54 10.60/10.20 11/11.40 Sideway Up Dwisenstasilunsou Uptrend channel

nunanlsznaunsidon Top Gainer ua: Top Loser

- Uamnaumsdevnsiads 5 u unnni 10 Auuwm

- lsistusau DW uaz Warrant

- syenulsisingn 1 uwm

* fasnnulunauidrulraiduiuiiiuniuussnineas tnamumsidanussinssiaduniey **
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g® COMMODITY MARKET

WTI Ol
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Level 1 Level 2
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nsuns Sideway aands uaiunsalnasuusuvaadu Uptrend Line
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i Gold Futures

FINANSIA SYRUS

1 L) o/ o =2 U o/ o o Spot Gold 60 mins
MACD lsilgususirdumiu Tseiannsving 1,30000
+1,295.00
AagtnsA oAz Ususingu usi MACD 11.290.54
li'ldususiadurin High Tl Sanesinudna 1300 -
poaarslu High Tuseudesn duiusiavmased :
Tomausushanasunnam 128000
+1,275.00
+1,270.00

Anuziinszardis GFQ17 (Trading Short) '

o sfuyu Short fivdnat 1300 neaans Taosio ¢ 20000
Topfithuanonisvindlsii 1275 aoaans wasil o
RsRUIONUT 1295 aoaas ]

1 -2.0000
Tu 16:00 We 03:0007:0012:0017:00  Th 03:00 07:00 12:00 17.00 Fr 03.0007:0012:00 17.00 Sa Mo 08:00 13:00 18:00 Tu 03:00 07:007\
© 2017 Bisnew ws AFE (Thaland) Limtted www bisnews.com
(VLT ([I7oY: g 1T}
1285 1280 1295 1300
21 a.a. 2017 Contracts Long Short Net YTD
Ao SPDR Asn1sfionsaenase Institution 10592 12853 -2261 10713
Viszeiu 799.29 ¢ Foreign 2162 5442 -3280 6320
Local 16809 11268 5541 106364
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ANRUUIMUATIIPNDNS o8 TuTicnacoun [ R dally.

Gd'Nﬁ”’uq

£36.000

fildnanarnnsouudesn desuflusaunnis *

U = = ! ' ¥ = 35500
29N uLAdY 1 1Hau LLMﬂjﬂﬁjizﬂzé/ﬂNIaﬂjﬁmaz " ]

doumgithvny 33.30-33.40 vn/aoaansansyg !
135,000

duusinszuzdu USDU17 (Trading Long) 3450

e Wosmao Long USDU1T7  gasiunuuuindasn “

33.20-33.25 unn/no9aaNsanag Aosoivindls ‘ + f34-000

Tughedusiotiios W vuuA15doum 33.35- |l

e o ot 33500
33.45 UN/AoAANSANRSg SINVIANUATELYINGEAU } -

udeALAY 33.16 vIn/naaansansg \ il
\ $33.000
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UuISU UG
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Market Summary & Theoretical Price

SET50 Index Futures

Theoretical

. Vol. Days to Div. Fund . Premium
Series Settle Change Change Ol Change d X Basis .
Contracts Delivery Theoretical  Lower Upper Yield Rate Discount
S50Q17 998.9 2.8 0 -2 12 0 8 999.43 999.26 1000.63 0.01 0.02 -0.37 -0.53
S50U17 994.1 0.3 44452 -5093 365175 4495 38 1000.35 999.57 1006.07 0.00 0.02 -5.17 -6.25
S50V17 996.0 2.7 0 0 16 0 67 1000.50 999.12  1010.59 0.01 0.02 -3.27 -4.50
S50217 996.0 0.3 2445 -2001 48222 -32 128 999.23 996.61  1018.51 0.02 0.02 -3.27 -3.23
S50H18 992.6 0.4 75 -36 3879 18 220 998.37 993.85  1031.49 0.02 0.02 -6.67 -5.77
S50M18 987.2 0.3 30 -49 1935 20 310 986.88 980.51  1033.56 0.03 0.02 -12.07 0.32
Gold Futures
Theoretical -
Series Settle Change C Vto > ¢ Change ol Change DD al).(s to PI;(.eml.umt/ Risk Free Rate
ontracts €lVerY  Theoretical Lower Upper tscoun
GFQ17 20350 -90 146 40 1770 -35 8 20384 20381 20409 -34.02 0.02
GFV17 20390 -80 310 127 1529 -51 69 20435 20406 20647 -45.10 0.02
GFz17 20430 -80 118 82 658 -21 128 20485 20431 20878 -54.51 0.02
USD Futures
Series Settle Change Days to Delivery Theoretical Basis
uSDQ17 33.19 -0.03 8 33.26 -0.05
USbDu17 33.25 0.06 37 33.34 0.01
USDV17 33.26 0.05 67 33.42 0.02
usDz17 33.25 0.05 128 33.58 0.01
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DISCLAIMER: snaviuativiidavintaausivindnning fiwdes lodd 91dn  (uvnau)ussn’ dayanidsinglusisnuativigndmirdusuiugiusasuasdayafiidaimviaaisdainfiannnindaia uasmsaiaugneas /
a1 laAnmusin lisusavanugndasnsudiuzasdayaiinan dayauasarauiuidsingagiusavuativianafinsuwdouudas udla viarudnldnaannanTag lidawudibinswaronia usivlifinulssadas
dnyevsadaulifamu amudaniorandnnindnmilsanglusiesuatind saiossnlilasulssfunanauununsasaisasmdnnindaudayaritsingusadnele vsEnsvhisuAerausaadonialag Mdadu
nmstindayaviannuuinlusiavuativd 1 bidnsdilafion asmualsinudayauarldaasiiisattesaunaulunisdnaulaatu

Ustmaasuduinsludayauazainuninfilsingaglusiasuativil vailiglaindayauazanuuinlusisuativl lldlssTaml daaan saudas vinda tinaanudaesamaunssaasisaaubitfouansaunain
Toalildsuaugailuaiodnroldnysainudindromin csamulundnniudaiinudos gamuaistnsidoyauazRatsanatnsauaauiaunmssnaulaamu

Uatimdnning Awde losa 3790 ) Jauadniwadavanaiiin (uvnauw)Market Maker) uasiaanludrdouansdndauwus )Derivative Warrants) vundnndwdiusingaglusisviuativi Taaudtivy aradavinumitasisi
aaamdnninddwassnant suiu tnamuasinsssazdualumidadainvasludduanidndauiusinannoudaaulaamu
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