
 

 

T
E

C
H

N
IC

A
L
 S

T
R

A
T

E
G

IS
T 

C
H

A
R

T
 I
N

S
IG

H
T

 B
Y

 F
IN

A
N

S
IA

 S
Y

R
U

S
 

November 1, 2019 
Chart Insight by FSS 

ŏŭřőũĹşŬŴļśŪŨţƀ œşśŬŠŪ ŴŝŬŠĹŬŀļŰŋŪőőŏƀ ťŘŬşũŊőƀ ŏşŭŠŬśŬŴşŏŚƀ, CMT, CFTe  ŋũňşŰŊŬ ŠŬśŬŵŢĿłũŚĹŰŝ (ŔűŽłżşŚőũĹşŬŴļśŪŨţƀ) 
Pawarisa.L@fnsyrus.com Apiwat.T@fnsyrus.com   
02-646-9875  02-646-9876    

CHART INSIGHT 
Morning session 

@finansia 

Finansia Syrus Securities 

   
 
   
 

 
 
 
 
 
 
 
 

 
 
 

 
 
 
 

 
 
 

 
 

 
  
 

 
 

SET INDEX 

ŵőşśũŒ 1598 1595 

ŵőşōŽŪő 1605 1610 
 

 

 

 

 

 

ŴłŽŪœśŨŴřŬő Downside ŀƁŪĹũŌ 
ŵŝŨřŭśťŒŏŭƓŀŨŗůƔőōũşśŪŚ łř. 

 

Ō 

 

 

 

 

 

 

 

 

ŴśŪŚũĿœśŨŴřŬő 1578-1580 ŀŰŌ řŭ

ŶťĹŪŢŢśŽŪĿ Bottom ŷőśŨŚŨŢũƔő ŴşŽőŌŮĿ 

Low ōƁƓŪĹşżŪ 1580 ŀŰŌ ĹŝŪŚŴœŻőĺŪŝĿ

ŴōŻřōũş ŁŨőũƔőśťŒţŝũĹŷţŽőƁƔŪţőũĹœŬŌŏŨŝŰ

ŵőşōŽŪő 1604 ŀŰŌŴŖůƓťŚůőŚũőśťŒŒşĹ 

ŴłŽŪőŭƔļŪŌ Downside ŀƁŪĹũŌ řŭ

ŶťĹŪŢŗůƔőōũşŴĺŽŪţŪŵőşōŽŪő 1605 ŀŰŌ 

ţśůť 1610 ŀŰŌťŭĹśťŒ ŵōżŀŨŚũĿŸřżŏŨŝŰ

ŷőŏũőŏŭ 

 

 

 

 

 

Technical Review:  

 S50Z19 : ŴřůƓťşŪőŵōŨ 1068 ŀŰŌ Downside ŀƁŪĹũŌ śťŒŴłŽŪŷţŽőƁƔŪţőũĹŌŭŌļůőŢűżŵőşōŽŪő 1073/1077 ŀŰŌ 

 Momentum Trading : BJC, BGRIM 

 Swing Trading : EGCO , TKN 

 DW : KTC (CALL) 
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SET50 Index Futures 

Contracts Long Short Net YTD 

Institution 29495 28109 1386 1314 

Foreign 48505 45614 2891 106064 

Local 94420 98697 -4277 -107378 

 
 
 

ĹŝŚŰŏŐƀ S50Z19 

 

 

 

 

 

 

 

 

 

śťŒŴłŽŪŗůƔőŴĺŽŪţŪŵőşōŽŪő 1073/1077 ŀŰŌ 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

31 ō.ļ. 62 őũĹŝĿŏŰőōżŪĿłŪōŬ Long ŢŰŏŐŬ 

2,891 ŢũŅŅŪ (ŴœŻőĹŪśŴœŬŌ Long ŢżşőţőŮƓĿ) 

śťŒţŝũĹŚũĿļĿŶťĹŪŢŢśŽŪĿ Bottom śŨŚŨŢũƔő Ÿœ

ŵŝŽş ŀŪĹ Bullish Divergence řŭĹśťŒŒőśťŏŌŢťŒ 

1084 ŀŰŌ ŚĹŴşŽőţŝŰŌ 1058-1060 ŀŰŌťŭĹśťŒ ŴŢŭƓŚĿŴŀť 

ŵőşśũŒ 1053 ŀŰŌ 

ŴřůƓťşŪőŸřżŏŨŝŰŵőşōŽŪő 1078-1080 ŀŰŌ ŵŝŨ

ťżťőōũşśŪŚ łř. řŪŏŭƓŵőşśũŒ 1068-1070 ŀŰŌ ŁŨőũƔőŴłŽŪ

őŭƔřŭőƁƔŪţőũĹŗůƔőŴĺŽŪţŪŵőşōŽŪő 1073/1077 ŀŰŌ 

 
 
 
 
 
 
 
 
 
 
 
 
 
 
 

 ŖťśƀōŴœŬŌ Short śťŒŴłŽŪŴřůƓťşŪő ōŽőŏŰő 1075-

1076 ŀŰŌ ŸŌŽœŬŌŏƁŪĹƁŪŸśŏŭƓŵőşĹŪśťżťőōũşŷőśťŒ

ŒżŪŚŀŪĹĹŪśŵōŨ 1068-1070 ŀŰŌŸœŵŝŽş  

 ŖťśƀōşżŪĿ ŵőŨŴœŬŌ Long ĹŝũŒŏŭƓŵőşśũŒ 1066-

1068 ŀŰŌ ŴŖůƓťśťœŬŌŏƁŪĹƁŪŸśŏŭƓŵőşōŽŪő 

1073/1077 ŀŰŌ ţŝŰŌ 1065 ŀŰŌōũŌĺŪŌŏŰő 

ŵőşśũŒ ŵőşōŽŪő 

1065 1063 1073 1077 
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SET50 Index Options 

 
 
 
 

ĹŝŚŰŏŐƀ :  Wait and See 

ĺŪŌŏŰőŢűĿŢŰŌ : - 

ĹƁŪŸśŢűĿŢŰŌŏŪĿŏŜšņŭ : ŸřżŀƁŪĹũŌ 

ŴœŽŪţřŪŚĹŪśŏƁŪĹƁŪŸś : - 

ŀŰŌļŰŽřŏŰő(ŴřůƓťţřŌťŪŚŰ) : - 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

ļƁŪŵőŨőƁŪ : Wait and See 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

SET50 
Index 

Long 
S50Z19C1050 

Cost Profit/Loss 

1000 -75 11 -11 

1025 -50 11 -11 

1050 -25 11 -11 

1075 0 11 -11 

1100 25 11 14 

1125 50 11 39 

1150 75 11 64 

1175 100 11 89 

1200 125 11 114 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 

  Price Change Vol. 
Open 

Interest 
Intrinsic 

Value 
Time 
Value 

Break 
Even 

All-in-
Premium 

Implied 
Volatility 

Delta 
Effective 
Gearing 

C
al

l 
O

p
ti

o
n

 S50Z19C1050 30.30 -4.20 226 1510 23.26 7.04 1080.30 0.01 8.88% 0.75 26.63 

S50Z19C1075 15.50 -3.00 1013 3527 0.00 15.50 1090.50 0.02 9.26% 0.50 34.91 

S50Z19C1100 7.70 -1.10 616 4,782 0.00 7.70 1107.70 0.03 10.23% 0.29 40.33 

S50Z19C1125 3.50 -0.60 411 6,949 0.00 3.50 1128.50 0.05 10.91% 0.15 45.76 

S50Z19C1150 1.60 -0.40 145 4,471 0.00 1.60 1151.60 0.07 11.65% 0.07 49.55 
             



 

 
 

Chart Insight  

6 | Page November 1, 2019 
 

 
 
 
 
 
 
 
 
 
 

 
 

 
  
 
 
 

 
  
 
 
 

 
 
 

  
 
 
 
 

Momentum Trading 

ļƁŪŵőŨőƁŪśŨŚŨŢũƔő (BUY) 

śŪļŪŗťśƀřŏƁŪňŪőśűœŵŒŒ Double 
Bottoms ĹƁŪŝũĿŴĺŽŪŢűżśťŒĹŪśĺŮƔő 
şŪĿŴœŽŪţřŪŚśťŏŌŢťŒŏŭƓŒśŬŴşŋ 50 ŒŪŏ 

B
JC

 
  

 

Support 48.25 

Resistance 50 

Stop loss 47.50 

 
 
 
 
 
 
 
 
 
 
 
 
 
 
 

ļƁŪŵőŨőƁŪśŨŚŨŢũƔő (BUY) 

śŪļŪřŭŏŬŠŏŪĿŗůƔőōũşĺŮƔőœŬŌ Gap 48-
48.75 ŒŪŏ śťŒţŝũĹŚũĿŴœŻőŵļżĹŪśŖũĹōũş
śŨţşżŪĿŵőşŶőŽřĺŪĺŮƔő (ŖũĹŴŖůƓťĺŮƔőōżť) ŵŝŨ
ŴřůƓťŔżŪő 48.75 ŒŪŏŸŌŽŚůőŚũőśťŒŒşĹ
ōżťŴőůƓťĿ  

 

B
G

R
IM

 
 

Support 47.50 19.50 53.25 71.50 52.25 3.06 205 18 15 13.60 10 14.70 64.50 

Resistance 48.75  55.25 73.25-73.75 54-55 3.20 209 18.80-19.20 15.40-15.50 14.10-14.20 10.40-10.50 15.60-16 67-68 

Stop loss 47 19.30 52.75 70.75 52 3.02 204 17.90 14.90 13.50 9.90 14.50 64 
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Swing Trading 

 
 

Support 341 

Resistance 359 

Stop loss 337 

 
 
 
 
 
 
 
 
 
 
 
 
 
 

ļƁŪŵőŨőƁŪśŨŚŨŢũƔő (BUY) 

śŪļŪŖũĹōũşŝĿřŪŷĹŝŽŒśŬŴşŋŵőşśũŒ 341 
ŒŪŏ œśŨŴřŬő Downside ŀƁŪĹũŌ řŭŶťĹŪŢ
ŴĹŬŌ Technical Rebound ĺŮƔőŢűżŴœŽŪţřŪŚ 
359 ŒŪŏ  

E
G

C
O 

Support 10.40 118 17.20 45 205 87.25 4.80 

Resistance 11/11.40 Ƈ 17.60-18 46.50-47 209-210 90 5-5.20 

Stop loss 10.20 116 17.00 44.75 204 86.75 4.74 

 
 
 
 
 
 
 
 
 

ļƁŪŵőŨőƁŪśŨŚŨŢũƔő (BUY) 

śťŒţŝũĹŵĹşżĿŷőĹśťŒŢŪřŴţŝŭƓŚřŷţŅż
łżşĿ 9.80-11.90 ŒŪŏ ŃŮƓĿśťŒŚżťŚţŪĹŔżŪő
ŵőşōŽŪő 11 ŒŪŏŸŌŽŀŨŴœŬŌ Upside ťŭĹ
śŨŝťĹ řŭŴœŽŪţřŪŚ 11.40 ŒŪŏśťŏŌŢťŒ 
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SBL 

ŢťŒŎŪřĺŽťřűŝŴŖŬƓřŴōŬř ĹśŰŋŪōŬŌōżť  
ŕżŪŚŐŰśĹŬŀŚůřŵŝŨŷţŽŚůřţŝũĹŏśũŖŚƀ 

ŶŏśŠũŖŏƀ : 02-659-4335-40 
Email: sbl@fnsyrus.com 

- 

 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 

äîëòÎÎóÔ 
 
 
 
 
 
 
 
 
 
 
 
 

- 

 

 

 

 

 

 

œśŬřŪŋţŰŽőŏŭƓŷţŽŚůřŴŖůƓťĺŪŚłťśƀō 

Stock 
Available for 

borrowing (Share) 

- - 

(ĺŽťřűŝ ŋ ŴşŝŪ 9.00 ő. ĺťĿşũőĹżťőţőŽŪ) 

 

 

 

 

 

 

 

 

 

- 
 

śťŢũŅŅŪŋţŰŽőōũşŷţřż 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

ŵőşśũŒ ŵőşōŽŪő 
- - - - 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

ŴŏŭŚŒśŪļŪşũőĹżťőţőŽŪ 

Close Price %Change 

- - 

(ĺŽťřűŝ ŋ ŴşŝŪ 17.00 ő. ĺťĿşũőĹżťőţőŽŪ) 
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DW 

ŢťŒŎŪřĺŽťřűŝŴŖŬƓřŴōŬř 

ŶŏśŠũŖŏƀ 02-658-9915 
Email: dw@fnsyrus.com 

Line: @dw24 
 

ōŪśŪĿśŪļŪ 
* ōŪśŪĿśŪļŪŷłŽŴœśŭŚŒŴŏŭŚŒŷőĹŪśŃůƔťĺŪŚłżşĿ 
market open ŴŏżŪőũƔő ŸřżśşřłżşĿ market call 

 

Name KTC24C2001A Implied Volatility 58.00% 

Underlying KTC Delta 59.45% 

Type Call Listing Date 12-Jul-2019 

Strike 40.240 Last Trading Date 31-Jan-2020 

Conversion Ratio 16.65000 Expire 
Date(Maturity 
Date) 

05-Feb-2020 

Moneyness 2.51% ITM outstanding (31-
Oct-2019) 

374,000 

 
 
 
 
 
 

 KTC : KTC24C2001A 

 śŪļŪŗůƔőōũşŔżŪő Downtrend Line ĺŮƔőřŪŸŌŽ ŏŬŠŏŪĿŴśŬƓřĹŝũŒřŪřŭ

ŏŬŠŏŪĿŴłŬĿŒşĹ ļŪŌśŪļŪřŭŶťĹŪŢŗůƔőōũşĺŮƔőōżť 

ōũŌĺŪŌŏŰőĹśŋŭţŝŰŌ 40.0 ŒŪŏ 

 

 

 

 

 

ŵőşśũŒ ŵőşōŽŪő 
41 40.25 43 44.25 

 

 

 

 

 

 

 

 

 

 
  

Underlying Bid* DW Bid Price(THB) * 

01-Nov-2019 04-Nov-2019 05-Nov-2019 06-Nov-2019 07-Nov-2019 

42.25 0.35 0.35 0.35 0.34 0.34 

42.00 0.34 0.34 0.34 0.34 0.33 

41.75 0.33 0.33 0.33 0.33 0.32 

41.50 0.32 0.32 0.32 0.32 0.32 

41.25 0.32 0.31 0.31 0.31 0.31 

41.00 0.31 0.30 0.30 0.30 0.30 

40.75 0.30 0.29 0.29 0.29 0.29 

40.50 0.29 0.29 0.28 0.28 0.28 

40.25 0.28 0.28 0.28 0.27 0.27 

* 

 
 
 

mailto:dw@fnsyrus.com


 

 
 

Chart Insight  

10 | Page November 1, 2019 
 

 
 
 
 
 
 
 
 
 

 
 
 
 
 
 
 
 
 
 
 
 

 
 
 
 
 
 
 
 
 

Volume Outperformed 

ţřŪŚŴţōŰœśŨĹťŒĹŪśŴŝůťĹ Volume Outperformed 

- ŸřżőũŒśşř DW ŵŝŨ Warrant  

- śŪļŪţŰŽőŸřżōƁƓŪĹşżŪ 1 ŒŪŏ 

- œśŬřŪŋŃůƔťĺŪŚ (Volume) ōżťşũőřŪĹĹşżŪ 5,000,000 ţŰŽő 

- %Vol Up ţřŪŚŎŮĿ œśŬřŪŋĹŪśŃůƔťĺŪŚřŪĹĹşżŪşũőĹżťőţőŽŪ ŶŌŚļŬŌŴœŻőŴœťśƀŴŃŻőōƀ 

- ĺŽťřűŝŀŪĹ Finansia Hero  

 

** ŴőůƓťĿŀŪĹţŰŽőŷőĹŝŰżřőŭƔŢżşőŷţŅżŴœŻőţŰŽőŏŭƓŔũőŔşőŵśĿĹşżŪōŝŪŌ  

őũĹŝĿŏŰőļşśŷłŽļşŪřśŨřũŌśŨşũĿŴœŻőŖŬŴŠš ** 

  
 

 

 

Stock Last Base Vol Volume %Vol up 

TAPAC 7.20 730,631 6,099,200 734% 

SGF 1.05 1,392,405 11,366,600 716% 

SISB 8.90 945,426 7,698,000 714% 

META 1.32 895,615 7,157,100 699% 

INSET 2.88 10,959,708 44,273,600 303% 

 
 
 
 
 
 
 
 

TAPAC : śŪļŪŗůƔőōũşĺŮƔőŢśŽŪĿ Higher High 
ŵŢŌĿŎŮĿŏŬŠŏŪĿĺŪĺŮƔő ļŪŌśŪļŪřŭŶťĹŪŢŗůƔőōũş
ōżť 
 
 
 
 

 
 
SISB : śŪļŪŗůƔőōũşĺŮƔőřŪŀżťŵőşōŽŪő 9 ŒŪŏ 
ţŪĹśŪļŪŢŪřŪśŎŔżŪőŸœŸŌŽŀŨŴĺŽŪŢűżśťŒĹŪśŗůƔő
ōũşōżťŴőůƓťĿ 
 
 
 
 

Support 8.70 8.45 

Resistance 9 9.50 

 

 

 

 

Support 7 6.80 

Resistance 7.40 7.70 
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COMMODITY MARKET 

Crude Oil (WTI) 

 

Rubber 

 Level 1 Level 2 

Support 168 162 

Resistance 175 180 

   

   
 
 
 
 
 
 
 
 
 
 

śŪļŪŚŪĿŖŪśŪ ĹƁŪŝũĿĺŮƔőřŪłőĹśťŒŒőĺťĿśűœŵŒŒ Broadening 
formation  ŏƁŪŷţŽřŭŶťĹŪŢłŨŝťōũşŷőśťŒŢũƔő 

řŭŶťĹŪŢłŨŝť 

 
 

 
 

 Level 1 Level 2 

Support 54 52 

Resistance 57 59 

   
 
 
 
 
 
 
 
 
 
 

śŪļŪőƁƔŪřũő śťŌűĹŪśŚůőňŪőŵőşśũŒ 54 ŌťŝŝŪśƀŢţśũňōżťŒŪśƀŴśŝ ŸřżļşśţŝŰŌ
ŒśŬŴşŋőŭƔ ŴŖůƓťśũĹšŪŏŬŠŏŪĿŴłŬĿŒşĹŷőŘŪŖśŨŚŨĹŝŪĿ 

ŚżťōũşśŨŚŨŢũƔő 


