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=& SET50 Index Options
. SET50 Long
\ A ko I Cost Profit/L
P/L $50U19C1150 Auuin - Wait and See —— S50U19c1050 % rofit/Loss
100 975 -100 9.6 96
%0 / 1000 -75 96 9.6
Aauns . Wait and See
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IR AG0Ta035 050 { 10D 1125 1150 1175 Qﬂﬁuwu(lﬁaﬁuﬁa'\ﬂ) ‘- 1150 75 96 65.4
-20
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Price Change Vol. Open Intrinsic Time Break All-En- Impl.u?d Delta Effec?we
Interest Value Value Even Premium Volatility Gearing
S50U19C1100 44.00 0.70 29 1,188 40.37 3.63 1144.00 0.00 6.99% 0.89 23.12
c
.g S50U19C1125 25.60 0.00 100 2,555 15.37 10.23 1150.60 0.01 7.79% 0.68 30.19
on' S50U19C1150 13.00 0.10 557 4,463 0.00 13.00 1163.00 0.02 8.24% 043 38.05
3 S50U19C1175 6.40 0.30 577 6,500 0.00 6.40 1181.40 0.04 8.98% 0.24 43.52
S50U19C1200 3.00 0.30 554 6,446 0.00 3.00 1203.00 0.05 9.62% 0.13 48.26
S50U19P1100 6.80 -0.70 446 5,774 0.00 6.80 1093.20 -0.04 11.01% -0.21 -35.49
§ S50U19P1125 13.10 -1.30 476 4,784 0.00 13.10 1111.90 -0.02 10.35% -0.36 -31.39
3‘ S50U19P1150 25.40 -1.20 168 3,280 9.63 15.77 1124.60 -0.01 10.61% -0.55 -24.60
é S50U19P1175 44.00 -0.10 21 932 34.63 9.37 1131.00 -0.01 11.94% -0.69 -18.01
S50U19P1200 65.50 0.70 32 267 59.63 5.87 1134.50 -0.01 13.50% -0.79 -13.71

July 19, 2019 3 | Page



A" Chart Insight _,

Electronic Components

P> SECTOR OUTLOOK

+INANSIA

ALWAYS A STEP AHEAD

Level 1 Level 2 Electronic Components -
Support 1235 1200 e
Resistance 1265 1300 '“l
vi1g1u1mi I

L,

auiinandudiudiannsatind vaaundisud Ay i
1265 an virIwawiludnwaizasvingulnsisoiiies
anudsanmawnsnadugeiltanadias

i

|4+.+

daily
- 1,600.00

1,560.00|
1,500.00
1,450.00|
1,400.00|

< 1,350.00

I+Li*,++*!—-
i++++i+**+-*

i

<1,300.00)

‘TLT+!*

<1,200.00]

‘19 wa, 07 09 13 15 17 22 24 28 30 #auw
© 7010 BRnawe AFE (Thatand) Limad

06 10 12 14 18 20 24 26 nn. 03 05 09 11 15 18

Energy & Utilities

wwwwwwwwwwwwww

Energy & Utilities

Level 2
25400
26600

Level 1
25800
26300

Support

daily
1 26,600.00]

26,400.00

26,200.00

wl
it *i#ﬂ oy

Resistance

Sideway li

L]

suflnaunasnuuazaisisadlna nnsundesaluaag

filudnwaur Sideway Tunsouanumasugusin

' Tt
T i m!mh

- 25,800.00
25,600.00]
'L 25,400.00
‘ 25,200.00
i 000.09
{ 24,800.00)

T*+!T¢ll

1 24,600.00

' 24,000.00|
23,800.00]
| 23,600.00]

25800 — 26300 3n azanrinay 59015 Breakout

19 05 10 12 18 22 24 26
& 5018 Banaws AFE (Thaland) Ciitad

wa. 07 09 13 15 17 22 24 28 30 an

06 10 12 14 18 20 24 26 nn. 03 05 09 11 15 18 |

July 19, 2019



Q‘" Chart Insight _, ] ‘F"VV\IANSIA
B Top Most Active
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Momentum Trading
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SPALI: SPAL24C1912A
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MMMMMMMMM market open winifu lisiuae market call Line: @dw24
Name SPAL24C1912A Implied Volatility  42.00% Underlying Bid* DW Bid Price(THE) *
19-Jul-2019  22-Jul-2019  23-Jul-2019  24-Jul-2019  25-Jul-2019
Underlying SPALI Delta 33.49% 23.90 034 033 033 033 033
Type Call Listing Date 12-Jul-2019 2380 033 033 032 032 032
23.70 032 032 032 031 031
Strike 27.390 Last Trading Date  13-Dec-2019 e - " e - -
Conversion Ratio  3.95000 Expire 18-Dec-2019 23.50 031 0.30 030 030 029
Date(Maturity 2340 0.30 0.29 0.29 0.29 0.29
Date)
23.30 029 028 028 028 028
Moneyness -14.20% OTM outstanding (18- 2,000 2320 w22 vze uzy vz vz
Jul-2019) 23.10 0.27 0.27 0.27 0.26 0.26
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’ Gold Futures
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Il USD Futures

e = Thai Baht Spot Rat 4h
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SET50 Index Futures

series setle Change ML ouel O o Sen mmeoretiol Lo AP
Theoretical Lower Upper
S50N19 1140.0 -1.0 4 -52 560 -3 11 1140.96 1140.62  1142.77 0.02% 1.75% -0.37 -0.96
S50Q19 1141.2 -04 2 0 16 -2 41 1142.12 1140.84  1148.85 0.38% 1.75% 0.83 -0.92
S50U19 1137.7 1.0 116516 -34684 337578 6258 70 1141.92 1139.74  1153.40 1.04% 1.75% -2.67 -4.22
S50719 1138.5 1.3 9494 -1020 32306 376 161 1138.96 1133.93  1165.37 2.03% 1.75% -1.87 -0.46
S50H20 1134.2 1.1 1038 -81 6910 53 252 1129.90 1122.03  1171.23 3.08% 1.75% -6.17 4.30
S50M20 1130.9 0.8 562 52 3066 114 346 1124.26 1113.45  1181.02 3.24% 1.75% -9.47 6.64
Gold Futures
Seri Vol Vol ol Days to Theoretical Premium / .
eres Sas IEnED Contracts  Change el Change Delivery Theoretical Lower Upper Discount HESACO R
GFQ19 20900 250 310 -72 1396 -144 41 21123 21099 21247 -222.77 1.75%
GFV19 20940 220 111 -55 1006 -55 103 21185 21126 21498 -245.43 1.75%
GFZ19 21010 240 1 -4 212 1 161 21244 21151 21732 -234.06 1.75%
Gold Online Futures
Series Settle Change Cor\lﬁzcts Vol Change ol Ol Change Days to Delivery Theoretical
GOU19 1429.10 17423 -619 26809 -3557 70 1447.63
USD Futures
Series Settle Ol Change Days to Delivery Theoretical Basis
USDN19 30.77 0.00 11 30.77 0.03
USDQ19 30.82 -0.07 41 30.84 0.08
USDU19 30.82 -0.05 70 30.91 0.08
uUsbZz19 30.82 -0.06 161 31.14 0.08
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