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SET INDEX 

ŵőşśũŒ 1600 1595 

ŵőşōŽŪő 1605 1610 
 

 

 

 

 

 

ţŪĹŚůő 1600 ŀŰŌŸŌŽ 

řŭŝŰŽőĺŮƔőŵōŨ 1610 ŀŰŌ 

 
ŷőŘŪŖśŪŚ 60 őŪŏŭ łżşĿŏŽŪŚ

ōŝŪŌŴřůƓťşũőŠŰĹśƀŏŭƓŔżŪőřŪ ŴśŬƓřŴţŻő

ŢũŅŅŪŋĹŪśŗůƔőōũşŴĺŽŪřŪťŭĹļśũƔĿ ŶŌŚ 

ŴŢŽő %K ŀŪĹ Stochastic indicator 

ĹƁŪŝũĿōũŌŴŢŽő %D ĺŮƔőŀŪĹ Ŵĺō 

Oversold ţőŰőśťŒĹŪśŗůƔőōũş  

ŵōżťŚżŪĿŸśĹŻŌŭ ŘŪŖţŝũĹŚũĿřŭŵőş

ōŽŪőţŝũĹĺşŪĿŸşŽŏŭƓŒśŬŴşŋ 1610 ŀŰŌ ŃŮƓĿ

ŌũłőŭōŽťĿŔżŪőśŨŌũŒŌũĿĹŝżŪşŷţŽŸŌŽ ŎŮĿŀŨ

ŴœŻőĹŪśŌŮĿŘŪŖŴłŬĿŒşĹĹŝũŒřŪťŭĹļśũƔĿ 

řŬŁŨőũƔőŚũĿļĿřťĿŴœŻőĹŪśŴŌŽĿśŨŚŨŢũƔő 

 

 

 

 

 

Technical Review:  

 S50Z19 : ŗůƔőōũşśŨŚŨŢũƔő ŘŪŖţŝũĹŚũĿŴŢŭƓŚĿŖũĹōũş 

 Momentum Trading : ROJNA, CHG 

 Swing Trading : PLANB, TACC 

 DW : GUNKUL (Call) 
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SET50 Index Futures 

Contracts Long Short Net YTD 

Institution 37949 35769 2180 -1447 

Foreign 41017 53063 -12046 75331 

Local 113560 103694 9866 -73884 

 
 
 

ĹŝŚŰŏŐƀ S50Z19 

 

 

 

 

 

 

 

 

 

ŗůƔőōũşśŨŚŨŢũƔő 

ŘŪŖţŝũĹŚũĿŴŢŭƓŚĿŖũĹōũş 

 15 Ŗ.Ś. 62 őũĹŝĿŏŰőōżŪĿłŪōŬ Short ŢŰŏŐŬ 

12,046 ŢũŅŅŪ   

ļżŪ Basis ťŚűżŏŭƓ +1.52 ŀŰŌ  

 ŌũłőŭŴœŻőĹŪśŗůƔőōũşśŨŚŨŢũƔő ŵōżťŚżŪĿŸśĹŻŘŪŖţŝũĹ

ŚũĿļĿŴŔłŬŅļşŪřŴŢŭƓŚĿĹŪśťżťőōũşŝĿťŚűż ŴőůƓťĿŀŪĹōũƔĿŵōż

ĹŪśţŝŰŌśŨŌũŒ 1090 ŀŰŌŝĿřŪ ŴœŻőĹŪśŖũĹōũşœśũŒňŪő

ōżťŴőůƓťĿ 

 

 

 

 

 

 

 

 

 

 

 

 

 ŖťśƀōşżŪĿśťŴœŬŌ Short ŏŭƓŒśŬŴşŋ 1086-1090 ŀŰŌ 
şŪĿŴœŽŪţřŪŚŏƁŪĹƁŪŸśŏŭƓ 1080/1075 ŀŰŌ ōũŌ
ĺŪŌŏŰőĹśŋŭĺŮƔőŔżŪő 1092 ŀŰŌ 

ŵőşśũŒ ŵőşōŽŪő 

1080 1075 1085 1090 
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SET50 Index Options 

 
 
 
 

ĹŝŚŰŏŐƀ :  Wait and See 

ĺŪŌŏŰőŢűĿŢŰŌ : - 

ĹƁŪŸśŢűĿŢŰŌŏŪĿŏŜšņŭ : ŸřżŀƁŪĹũŌ 

ŴœŽŪţřŪŚĹŪśŏƁŪĹƁŪŸś : - 

ŀŰŌļŰŽřŏŰő(ŴřůƓťţřŌťŪŚŰ) : - 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

ļƁŪŵőŨőƁŪ : Wait and See 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

SET50 
Index 

Long 
S50Z19C1050 

Cost Profit/Loss 

1000 -75 11 -11 

1025 -50 11 -11 

1050 -25 11 -11 

1075 0 11 -11 

1100 25 11 14 

1125 50 11 39 

1150 75 11 64 

1175 100 11 89 

1200 125 11 114 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 

  Price Change Vol. 
Open 

Interest 
Intrinsic 

Value 
Time 
Value 

Break 
Even 

All-in-
Premium 

Implied 
Volatility 

Delta 
Effective 
Gearing 

C
al

l 
O

p
ti

o
n

 S50Z19C1050 39.00 -4.00 107 1583 31.78 7.22 1089.00 0.01 12.88% 0.77 21.39 

S50Z19C1075 21.00 -4.00 449 3345 6.78 14.22 1096.00 0.01 11.82% 0.58 29.93 

S50Z19C1100 9.40 -2.60 1227 6,431 0.00 9.40 1109.40 0.03 11.53% 0.35 39.91 

S50Z19C1125 4.10 -1.10 1510 6,506 0.00 4.10 1129.10 0.04 12.20% 0.18 46.72 

S50Z19C1150 1.30 -0.60 386 4,853 0.00 1.30 1151.30 0.06 12.10% 0.07 57.48 
             

P
u

t 
O

p
ti

o
n

 S50Z19P1050 6.00 0.60 1202 6952 0.00 6.00 1044.00 -0.03 12.65% -0.22 -40.55 

S50Z19P1075 12.90 1.50 836 4,423 0.00 12.90 1062.10 -0.02 11.60% -0.42 -35.04 

S50Z19P1100 26.00 2.40 417 2,860 18.22 7.78 1074.00 -0.01 11.10% -0.66 -27.43 

S50Z19P1125 46.30 5.10 34 901 43.22 3.08 1078.70 0.00 12.27% -0.82 -19.19 

S50Z19P1150 69.20 5.20 4 314 68.22 0.98 1080.80 0.00 13.61% -0.91 -14.16 
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SECTOR OUTLOOK 

 
 

 Level 1 Level 2 

Support 25150 25000 

Resistance 25400 25800 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 

ŌũłőŭĹŝŰżřŖŝũĿĿŪőŵŝŨŢŪŐŪśŋűœŶŘļ ťŚűżŷőśťŒĹŪśťżťő
ōũş ŶŌŚşŪĿĹśťŒŵőşśũŒŢƁŪļũŅśťŒőŭƔŏŭƓ 25,000 ŀŰŌ řŭŶťĹŪŢ
ŴĹŬŌ Technical Rebound ŏŭƓśŨŌũŒŌũĿĹŝżŪş 

Energy & Utilities 

ŵőşśũŒŢƁŪļũŅ 25,000 ŀŰŌ 

 Level 1 Level 2 

Support 67 65 

Resistance 70 72 

   
 
 
 
 
 
 
 
 
 
 
 
 

ŌũłőŭĹŝŰżřśũŒŴţřŪĹżťŢśŽŪĿ ŘŪŖŚũĿļĿŴœŻőŝũĹšŋŨĹŪśťżťő

ōũşţŪŀŰŌ Bottoms ŷţřżťŚżŪĿōżťŴőůƓťĿ ŏŬŠŏŪĿŴœŻőŝŒŷőłżşĿ

őŭƔ 

ţŪŀŰŌ Bottoms ŷţřż 

 
 

Construction Services 
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Volume Outperformed 

ţřŪŚŴţōŰœśŨĹťŒĹŪśŴŝůťĹ Volume Outperformed 

- ŸřżőũŒśşř DW ŵŝŨ Warrant  

- śŪļŪţŰŽőŸřżōƁƓŪĹşżŪ 1 ŒŪŏ 

- œśŬřŪŋŃůƔťĺŪŚ (Volume) ōżťşũőřŪĹĹşżŪ 5,000,000 ţŰŽő 

- %Vol Up ţřŪŚŎŮĿ œśŬřŪŋĹŪśŃůƔťĺŪŚřŪĹĹşżŪşũőĹżťőţőŽŪ ŶŌŚļŬŌŴœŻőŴœťśƀŴŃŻőōƀ 

- ĺŽťřűŝŀŪĹ Finansia Hero  

 

** ŴőůƓťĿŀŪĹţŰŽőŷőĹŝŰżřőŭƔŢżşőŷţŅżŴœŻőţŰŽőŏŭƓŔũőŔşőŵśĿĹşżŪōŝŪŌ  

őũĹŝĿŏŰőļşśŷłŽļşŪřśŨřũŌśŨşũĿŴœŻőŖŬŴŠš ** 

  
 

 

 

Stock Last Base Vol Volume %Vol up 

CHG 2.58 14,069,542 112,273,830 697% 

BCPG 16.60 1,914,347 11,389,411 494% 

RS 13.00 11,384,757 38,624,226 239% 

STA 9.80 6,066,748 16,298,081 168% 

AAV 2.26 18,655,313 43,595,652 133% 

 
 
 
 
 
 
 
 
 

RS : śŪļŪţŝŰŌŵőşśũŒţŝũĹřśŪ 13.80 ŒŪŏŝĿ
řŪ œśŨŴřŬőśŪļŪŴĺŽŪŢűżśťŒĹŪśŖũĹōũşōżťŴőůƓťĿ 
 
 
 
 
 

 
 
AAV : ŴĹŬŌŢũŅŅŪŋĹŪśĹŝũŒōũşśŨŚŨŢũƔőŀŪĹ
ŵŏżĿŴŏŭŚőśűœŵŒŒ Hammer ļŪŌŷőśŨŚŨŢũƔőőŭƔśŪ
ļŪřŭŶťĹŪŢŴĹŬŌ Technical Rebound 
 
 
 
 

Support 2.20 2.12 

Resistance 2.32 2.40 

 

 

 

 

Support 12.50 12 

Resistance 13.80 14.70 
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COMMODITY MARKET 

Crude Oil (WTI) 
 

Cotton 

 Level 1 Level 2 

Support 64 63.50 

Resistance 66 68 

   

   
 
 
 
 
 
 
 
 
 
 

śŪļŪŕŽŪŚ ŏŬŠŏŪĿŶŌŚśşřŴœŻőŒşĹ ĹƁŪŝũĿŴĺŽŪŢűżśťŒĹŪśŗůƔőōũşĺŮƔőōżťōŪř
ŵőşŶőŽřŴŌŬřťŭĹļśũƔĿ řŭŶťĹŪŢĺŮƔőŵōŨ High ŴŌŬřŏŭƓ 66 ŴŃőōƀōżťœťőŌƀ ŵŝŨŚũĿŝŰŽő
ŏƁŪ High ŷţřż 

ŏŬŠŏŪĿŚũĿŴœŻőŒşĹ 

 
 

 
 

 Level 1 Level 2 

Support 56.50 55 

Resistance 58.50 60 

   
 
 
 
 
 
 
 
 
 
 

śŪļŪőƁƔŪřũő ťŚűżŷőśťŒĹŪś Breakout ĺŮƔőŏƁŪ High ŷţřż ŌŮĿŘŪŖŴłŬĿŒşĹŴĺŽŪ
řŪťŭĹļśũƔĿ şŪĿŵőşōŽŪőŎũŌŸœśťŏŌŢťŒŏŭƓ 60 ŌťŝŝŪśƀŢţśũňōżťŒŪśƀŴśŝ 

ĺŮƔőŏƁŪ High ŷţřż 
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Gold Futures 

Contracts Long Short Net YTD 

Institution 5901 5862 39 -2259 

Foreign 3434 2406 1028 75331 

Local 13440 14507 -1067 -73884 

 
 
 

ļƁŪŵőŨőƁŪśŨŚŨŢũƔő GOZ19 

 

śŪļŪŏťĿļƁŪŚůő 1460 ŌťŝŝŪśƀ œśŨŴřŬőŵĹşżĿ
ōũşťťĹŌŽŪőĺŽŪĿ 

 

 

 

 

 

ŘŪŖŏŪĿŴŏļőŬļśŪŚ 240 őŪŏŭ śŪļŪŏťĿļƁŪŚůő

ŴţőůťŵőşśũŒ 1460 ŌťŝŝŪśƀ ŏƁŪŷţŽļşŪřŴŢŭƓŚĿŸţŝŝĿōżť Ÿřż

ŎűĹŌŮĿŴĺŽŪřŪ ļŪŌśŪļŪŏťĿļƁŪŵĹşżĿōũşťťĹŌŽŪőĺŽŪĿŷő

ĹśťŒ 1460-1470 ŌťŝŝŪśƀ ŴŖůƓťśť Breakout ŷő

ĹƁŪţőŌŏŬŠŏŪĿ 

 

 

 

 

 

 

 

 

şũőŏŭƓ 15 Ŗ.Ś. 2019 
ĹťĿŏŰő SPDR ļĿĹŪśŎůťŏťĿļƁŪ 
ŸşŽŏŭƓśŨŌũŒ 896.77 ōũő 

 
 
 
 

ŵőşśũŒ ŵőşōŽŪő 
1460 

 
1450 

 
1470 

 
1475 

 
    

 

 

 

 

 

 

 

 

 ŖťśƀōşżŪĿŵőŨ Wait and See 

 

 

 

 

 

 

 

 

 

 

 
 


