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Market Summary (Bloomberg)

20-06-18 %1 Day %WTD %MTD
SET 1,664.26 1.51 -2.38 -3.63
SET50 1,090.62 1.74 -2.44 -3.89
Daily turnaver (Bt mn) 60,045.50 (Btzmn)
Market cap (Bt bn)  16,803.47 (Bt bn)
Market P/E (x) 16.97 (x)
Market P/BV (x) 1.93 (x)
Market yield (%) 3.03 (%)
SET 15.18 13.85
China 11.57 10.19
Hong Kong 11.61 10.49
Indonesia 15.05 13.48
Korea 9.14 8.43
Philippines 16.60 14.80
Taiwan 14.07 13.30
S&P500 17.39 15.82
20-06-18 Buy Sell Net
Foreign (Bt mn) 23,206.48  26,839.17 -3,632.7
Proprietary (Bt mn) 7,372.29 8,543.95 -1,171.7
Local Institution(Bt mn) 7,171.55 4,737.23 2,434.3
Retail (Bt mn) 22,295.21 19,925.18 2,370.0
20-06- 18 Buy Sell Net
Institution 70,001 79,802 -9,801
Foreign 60,493 44,430 16,063
Local 146,277 152,539 -6,262

Top 5 Short sell Turnover THBmn (SET,

Stock 20 Jun 19 Jun 18 Jun 15 Jun 14 Jun
KBANK 168.92 93.65 63.05 40.33 120.34
GPSC 112.93 16.39 3.06 0.93 14.82
BDMS 108.04 5.94 7.08 9.17 2.30
SCB 87.23 84.32 23.87 43.61 21.09
AOT 75.46 113.15 13.91 151.42 7.1
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Equities Index ool ast %1 Day %WTD %MTD
SET 1,664.26 1.51 -2.38 -3.63
SET50 1,090.62 1.74 -2.44 -3.89
Dow Jones 30 24,657.80 -0.17 -1.72 0.99
S&P 500 2,767.32 0.17 -0.44 2.29
NASDAQ Comp 7,781.52 0.72 0.45 4.56
FTSE 100 7,627.40 0.31 -0.09 -0.66
Hang Seng 29,696.17 0.77 -2.02 -2.54
Nikkei 225 22,555.43 1.24 -1.40 1.49
Shanghai Comp 2,915.73 0.27 -3.51 -5.81
Weighted Taiwan 10,927.44 0.21 -1.00 0.93
KOSPI 2,363.91 1.02 -2.06 -2.83
Straits Times 3,315.90 0.44 -1.22 -3.28
Kuala Lumpur Comp 1,709.75 -0.33 -2.95 -1.77
Jakarta Comp 5,884.04 -1.83 -1.83 -1.66
Philippines Comp 7,261.62 -0.70 -3.56 -3.14
S&P ASX 200 6,172.58 0.70 1.99 3.39
VIX Index 12.79 -4.19 6.76 -17.11
MSCI AC World 512.58 0.35 -0.89 -0.99
MSCI Asia Pac Ex Japan 552.49 0.78 -1.74 -2.72
MSCI Asia Ex Japan 694.01 0.65 -2.17 -3.07
MSCI EM Asia 571.05 0.61 -2.26 -2.58
MSCI Thailand 595.84 1.69 -2.38 -6.76
Foreign Fund Flows

(US Million) Last WTD MTD YTD
India -207.01 -266.80 -553.12 -797.64
Indonesia -144.52 -144.52 -367.82  -3,291.04
Philippines -14.48 -54.92 -175.91  -1,142.19
Korea -64.23 -283.19 -715.97  -3,274.39
Taiwan -284.01  -1,027.58 -976.78  -7,257.02
Thailand -110.84 -277.36  -1,250.93  -5,393.63
Vietnam -5.98 -33.42 -96.81 1,459.25
Total -831.07 -2,087.79 -4,137.34 -19,696.7

Source: Bloomberg

P AHEAD

21 June 2018

(0) aaraaunsgususIngunaIu wiiulunguinatuladb
Ausongdna1nlild walleyuidasaeasiunionisdndennadu
aanatsaiiag

(+) saaglsdduinagliudmdu atrolsAenn aarafonssagua
AvsUsey BOE uud

(0) eaaadadfudnaunaudndaiudy winandeassagia
Bunsasuasisunadilu Adasnsivfinnsiusidreduilas 3% (ia
Windasduda ndoanndilulszauilawrfnadieaiuu

O fmdusaaarsanssudemdumnagitna 32.80-32.90 uw/
AARRT

Currency Markets Current Previous %change
Bt/ USS* 32.84 32.81 -0.07
USS / Euro 1.16 1.16 0.02
Yen / US$ 110.39 110.36 -0.03
Yuan / USS 6.47 6.49 0.18
Commodity Prices Current Previous %change
Crude Oil 65.63 65.71 -0.12
Gold (COMEX) 1,271.30 1,274.50 -0.25
BDI 1,419.00 1,442.00 -1.60
ZINC 2,995.00 3,002.00 -0.23
CRB index 194.98 193.82 0.60

Source: Bloomberg  *onshore rate
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TFEX Market

Symb Settle Change Vol (‘000) Ol (‘000) sawflae
S50M18 1,087.70 22.80 220,169 250,699
S50N18 1,089.30 21.80 687 688
$50Q18 1,085.60 23.40 60 71
S50U18 1,083.10 22.90 46,489 69,450
550218 1,085.60 22.80 6,788 10,853 “diayaiuiifin Cash Balance njangsiaasidaaluniin 3%*
S50H19 1,083.10 22.20 1,578 4,296

source: Aspen (F9 page 25200)

NVDR TOP BUY
Stock Net Value Close %

(Bt m) 20-06-18 change

CPN 492.66 70.50 1.08
GLOW 328.08 94.25 1.89
ScC 291.77 420.00 2.44
CPALL 277.62 76.75 0.33
LH 216.98 11.00 0.00
SCB 163.29 131.00 0.00
BBL 92.59 197.00 1.03
IRPC 77.08 6.15 1.65
PTTEP 61.95 129.00 2.79
SAWAD 28.69 32.00 1.59

NVDR TOP SELL
Stock Net Value Close %

(Bt m) 20-06-18 change

KBANK -182.62 198.50 1.79
ADVANC -135.14 191.50 1.32
CPF -128.43 24.70 2.49
TOP -118.75 81.75 6.17
BDMS -103.96 25.50 6.25
BEAUTY -78.05 16.00 3.90
IVL -65.18 56.00 2.75
KCE -51.73 35.50 0.00
TCAP -45.81 49.75 1.53
INTUCH -45.61 53.75 0.94

Source: SET
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Cash Balance Cash Balance

(Col= excluded from credit limit ; xNet= prohibit Net settlement) (Col= excluded from credit limit ; xNet= prohibit Net settlement)

Stocks (Rank A-Z) Start Date End Date | Stocks (Rank A-Z) Start Date End Date
DCORP (T/A) 12/06/2018 02/07/2018
JKN-W1 (T/0) 04/06/2018 13/07/2018
OCEAN (T/A) 13/06/2018 03/07/2018
SCI (T/0) 14/05/2018 22/06/2018
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