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13-09-17 %1 Day %WTD %MTD
SET 1,642.94 -0.04 0.45 1.66
SET50 1,049.16 -0.10 0.28 1.44
Daily turnover 53,642.20 (Bt mn)
Market cap 16,299.43 (Bt bn)
Market P/E 17.62  (x)
Market P/BV 1.98 (x)
Market yield 2.93 (%)
SET 16.36 14.79
China 14.89 13.16
Hong Kong 12.57 11.61
Indonesia 17.23 15.09
Korea 10.04 9.14
Philippines 19.35 17.33
Taiwan 14.90 13.85
S&P500 19.11 17.22
13-09-17 Buy Sell Net
Foreign (Bt mn) 17,826.10 16871.12 954.98
Proprietary (Bt mn) 6,372.68 5778.31 594.37
Local Institution(Bt mn) 4,771.83 4916.42 -144.59
Retail (Bt mn) 24,671.61 26076.37  -1,404.76

SET50 Index Future - Contract (www.tfex.co.th

13-09-17 Buy Sell Net
Institution 34,555 37,230 -2,675
Foreign 23,493 19,079 4,414
Local 100,438 102,177 -1,739
Stock 13 Sep 12 Sep 11 Sep 8 Sep 7 Sep
PTT 61.39 44.48 157.65 84.33 0.04
AOT 40.52 63.29 71.42 6.02 65.96
KBANK 35.44 16.82 41.17 24.53 12.06
TRUE 29.47 52.46 173.04 77.80 20.40
ADVANC 24.79 76.60 92.60 - 46.42
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ADVANC ussarilh Digital Life Service Provider wsinansenusianilsandainse
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Equities Index Close
SET 1,642.94
SET50 1,049.16
Dow Jones 30 22,158.18
S&P 500 2,498.37
NASDAQ Comp 6,460.19
FTSE 100 7,379.70
Hang Seng 27,894.08
Nikkei 225 19,865.82
Shanghai Comp 3,384.15
Weighted Taiwan 10,532.88
KOSPI 2,360.18
Straits Times 3,230.36
Kuala Lumpur 1,786.07
Jakarta Comp 5,845.73
Philippines Comp 8,053.88
S&P ASX 200 5,744.26
VIX Index 10.50
MSCI Indices Close
MSCI AC World 484.83
MSCI Asia Pac Ex Japan 538.73
MSCI Asia Ex Japan 670.28
MSCI EM Asia 550.73
MSCI Thailand 572.28
Foreign Fund Flows (us mittion) Last
India -192.81
Indonesia -36.36
Philippines 65.52
Korea -14.58
Taiwan -286.19
Thailand 28.83
Vietnam -1.12
Total -436.71

Source: Bloomberg

TFEX Market

Change
-2.20
-2.20
-2.10
-2.40
-1.70
-0.90

Symb

S50U17
S50v17
S50X17
S50Z17
S50H18
S50M18

Settle
1,050.10
1,048.70
1,047.40
1,054.40
1,053.10
1,048.40

source: Aspen (F9 page 25200)

NVDR TOP BUY
Stock

PTTGC
LH
SCC
KBANK
EA
IRPC
CPF
BBL
PTTEP
CPALL

NVDR TOP SELL
Stock

AOT
PTT
HANA
KTB
ASIAN
EGCO
UNIQ
DTAC
JAS
HMPRO
Source: SET

Net Value
(Bt m)
460.67
194.66
183.66
114.05
113.15
95.38
91.13
67.84
65.10
63.57

Net Value
(Bt m)
-166.49
-88.54
-65.94
-64.02
-55.99
-54.67
-35.45
-34.48
-29.91
-27.73

%1 Da %WTD
-0.04 0.45
-0.10 0.28
0.18 1.65
0.08 1.50
0.09 1.57
-0.28 0.03
-0.28 0.64
0.45 3.29
0.14 0.56
-0.73 -0.69
-0.22 0.75
-0.16 -0.19
-0.21 0.36
-0.45 -0.19
0.06 0.62
-0.07 1.19
-0.76 -13.37

%1 Day %5 Day
-0.10 1.10
-0.13 1.22
-0.05 1.37
-0.04 1.46
-0.01 2.06
WTD MTD

-257.85 -809.52

-113.37 -605.00
60.96 39.29

-218.66 -525.54

-526.09 -592.00
23.21 131.48
-0.60 -0.47

-1,032.40 -2,361.76

Vol (‘000)
132,293

1

0

24,071
1,381

740

Close
13 Sep 17

77.25
9.75
496.00
211.00
39.00
6.10
26.75
188.00
87.00
64.00

Close
13 Sep 17
57.00

404.00
42.50
18.70
20.40

229.00
18.50
58.00

8.35
11.00

%MTD
1.66
1.44
0.96
1.08
0.49

-0.69
-0.45
1.34
0.69
-0.46
-0.08
-1.68
0.74
-0.31
1.43
0.45
-0.85

%1 M
2.05
3.48
3.89
4.39
6.07
YTD
6,353.28
-567.15
535.34
6,689.24
8,154.67
200.50
634.67
22,000.55

Ol (‘000)
338,599
26

1

72,350
5,821
4,034

change
-0.32
0.52
-0.40
0.00
0.65
0.83
-0.93
0.00
-0.85
0.39

change
0.44

-0.49
-2.30
0.00
-4.67
0.44
-0.54
0.43
-0.60
0.00
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Currency Markets Current Previous %change
Bt/ USS* 33.12 33.14 0.05
USS$/ Euro 1.19 1.19 -0.06
Yen/ US$ 110.60 110.49 -0.10
Yuan/ US$ 6.55 6.54 -0.11
Commodity Price Current Prev %change
Crude Oil 49.23 49.30 -0.14
GOLD 1,324.60 1,328.00 -0.26
BDI 1,344.00 1,355.00 -0.81
ZINC 3,023.50 3,061.00 -1.23
CRB index 182.88 181.41 0.81

Source: Bloomberg  *onshore rate

o (+) manhsfudin NYMEX gouawdau a.a. fewn 1.07
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e nAnavAl COMEX gvuauidiau 5.0. daau 4.70 aaaars/aaud
matjﬁ 1,328.00 maaats/aaud lesdfiilxdanadulannaildu
AaaaswiioF

*4iayaiiunia Cash Balance njangsaayidaaluntin 3%*
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Cash Balance

Cash Balance

(Col= excluded from credit limit ; xNet= prohibit Net settlement) (Col= excluded from credit limit ; xNet= prohibit Net settlement)

Stocks (Rank A-Z) Start Date End Date Stocks (Rank A-Z) Start Date End Date
AMANAH (T/A) 5/09/2017 25/09/2017
EPCO-W2 (T/0) 7/08/2017 15/09/2017
FN (T/A) 5/09/2017 25/09/2017
GUNKUL-W (T/0) 7/08/2017 15/09/2017
111 (T/0) 11/09/2017 20/10/2017
KOOL (T/0) 11/09/2017 20/10/2017
MPG (T/A) 12/09/2017 2/10/2017
MPG-W1 (T/A) 12/09/2017 2/10/2017
PHOL-W1 (T/0) 11/09/2017 29/09/2017
PLE-W3 (T/0) 15/08/2017 22/09/2017
PSL-W1 (T/0) 15/08/2017 22/09/2017
SEAOIL-W (T/0) 7/08/2017 15/09/2017
TTA-W5 (T/0) 15/08/2017 22/09/2017
WAVE-W1 (T/0) 7/08/2017 15/09/2017
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