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Market Summary (Bloomberg)

29-03-17 %1 Da: %WTD %MTD
SET 1,574.97 -0.11 0.09 0.99
SET50 997.63 -0.28 -0.06 1.96
Daily turnover 36,901.90 (Bt mn)
Market cap 15,505.56 (Bt bn)
Market P/E 17.37  (x)
Market P/BV 1.94 (x)
Market yield 313 (%)
Forward P/E (Bloomberg) 2017E 2018E
SET 15.46 13.88
China 13.68 12.01
Hong Kong 12.19 11.19
Indonesia 16.15 14.24
Korea 9.98 9.37
Philippines 17.76 15.94
Taiwan 13.80 13.02
S&P500 18.29 16.29
Top 5 Short sell Turnover THBmn (SET)
Stock 29 Mar 28 Mar 27 Mar 24 Mar 23 Mar
KBANK 66.76 97.12 54.65 80.40 27.75
ADVANC 24.53 28.70 10.51 44.69 13.28
ITD 24.24 18.29 0.07 -
MINT 20.83 12.06 17.52 10.34
IVL 17.65 4.31 0.33
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Investors Summary (SET)

29-03-17 Bu Sell Net
Foreign (Bt mn) 10,640.69 10,484.07 156.62
Proprietary (Bt mn) 3,808.10 4,108.38 -300.28
Local Institution(Bt mn) 4,768.52 2,701.75 2,066.77
Retail (Bt mn) 17,684.53 19,607.66 -1,923.13
SET50 Index Future - Contract (www.tfex.co.th)
29-03-17 Bu Sell Net
Institution 24,429 23,729 700
Foreign 106,004 108,048 -2,044
Local 49,600 48,256 1,344
lagadasdinaiu

30 di.a. - lne: dufinandnans®1nunssy (n.w.)

- §195: 4Q16 GDP (fiaudgaving)
31 fi.a. - lna: sdn.sauAMLATESAILAaY N,

- 3u: Manufacturing and Non-manufacturing PMI (§i.a.)

- 9152 Yula (3.a.)
3 .. - e dasdwila (8.a.), dufianudaiuaiagsaa (f.a.), D

winnse (511 IPO 6 unn)

- Ju: Caixin China PMI Mfg (fi.a.)

- eflilu: ¢ufl Tankan 1Q17

- ¢15%a2iu: Markit Eurozone Composite PMI (n.w.)
6 L. - andg: edodadudnonu (3.a.)
7 1.8, - 415 120u: 4Q16 GDP
8 .. - 3u: gan1sAl (N.wW.)

- dfj1lu: 4Q16 GDP
- @195 MTYIUAALANYY (N.N.)
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FINANSIA SYRUS

As of 29 Mar 17

Equities Index Close %1 Day %WTD %MTD
SET 1,574.97 -0.11 0.09 0.99
SET50 997.63 -0.28 -0.06 1.96
Dow Jones 30 20,659.32 -0.20 0.30 -0.73
S&P 500 2,361.13 0.11 0.73 -0.11
NASDAQ Comp 5,897.55 0.38 1.18 1.24
FTSE 100 7,373.72 0.41 0.50 1.52
Hang Seng 24,392.05 0.19 0.29 2.90
Nikkei 225 19,217.48 0.08 -0.39 0.35
Shanghai Comp 3,241.31 -0.36 -0.86 -0.01
Weighted Taiwan 9,856.25 -0.20 -0.40 1.16
KOSPI 2,166.98 0.17 -0.18 3.51
Straits Times 3,184.57 0.85 1.32 2.83
Kuala Lumpur 1,750.41 -0.23 0.21 3.28
Jakarta Comp 5,592.51 0.93 0.46 3.82
Philippines Comp 7,324.00 -0.10 0.75 1.55
S&P ASX 200 5,873.52 0.37 2.47 3.21
VIX Index 11.42 -0.95 -11.88 -11.61
MSCI AC World 450.22 -0.08 0.61 1.29
MSCI Asia Pac Ex Japan 483.19 0.39 1.01 3.67
MSCI Asia Ex Japan 587.12 0.17 0.44 4.04
MSCI EM Asia 478.70 0.14 0.39 4.20
MSCI Thailand 539.81 -0.20 0.62 2.14
India 89.16 631.26 3,300.78  4,858.06
Indonesia 70.10 99.87 767.68 634.73
Philippines -119.59 -128.98 -247.74 -345.40
Korea 6.26 -11.61 3,015.34  4,649.81
Taiwan 103.33 870.79 2,469.47 5,541.64
Thailand 4.56 101.94 -188.10 -116.50
Vietnam 7.42 18.13 83.21 135.56
Total 161.24 1,581.40  9,200.64 15,357.90
Source: Bloomberg

TFEX Market

Symb Settle Change Vol (‘000 Ol (‘000
S50H17 998.00 0.00 75,527 98,418
S50J17 994.00 -2.70 12 55
S50K17 993.80 -1.20 14 60
S50M17 992.90 0.20 102,565 266,701
S50U17 985.90 0.50 1,667 6,835
S50Z17 984.40 0.50 248 2,881

source: Aspen (F9 page 25200)

NVDR TOP BUY
Stock

KBANK
PTTGC
SCB
KTB
ScC
CPALL
ALT
AOT
TRUE
TISCO

NVDR TOP SELL
Stock

BBL
CPF
INTUCH
IRPC
STEC
KKP
MTLS
BEM
EGCO
BDMS
Source: SET

Net Value
(Bt m)
223.35
178.65
121.53

68.94
68.27
63.31
58.91
52.65
46.82
37.99

Net Value
Bt m
-105.00
-79.35
-68.71
-68.23
-56.91
-53.61
-42.45
-40.16
-35.44
-25.13

Close
29 Mar 17
192.50
72.00
162.50
20.20
538.00
59.00
9.15
40.00
6.55
69.50

Close
29 Mar 17
181.00
29.00
55.75
5.15
24.00
69.25
31.50
7.55
206.00
21.10

1.41
0.31
-0.49
0.00
0.00
2.81
-0.62
0.77
0.00

change
0.00
-0.85
0.00
0.00
-0.41
-0.36
0.00
-0.66
0.49
-0.47
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Currency Markets Current Previous %change
Bt/ USS* 34.49 34.41 -0.21
USS/ Euro 1.08 1.08 -0.12
Yen/ US$ 111.39 111.04 -0.31
Yuan/ US$ 6.89 6.88 -0.15
Commodity Price Current Prev  %change
Crude 0il 49.49 49.51 -0.04
GOLD 1,253.40 1,256.80 -0.27
BDI 1,338.00 1,333.00 0.38
ZINC 2,858.00 2,823.00 1.24
CRB index 185.21 184.08 0.61

Source: Bloomberg  *onshore rate

o (+) ManiTusiu NYMEX deuauifiau w.a. flainn 1.14 aaaars/
1fisa wagil 49.51 aaaans/insisa ndsiusonuuandIaud
Faminfudunedlanvidsudindutianninaia way deyvn Supply
Disruption aanauliasutuize

e ;1A nadA1 COMEX gvuauiiau w.e. tdaayu 1.90 aaaars/aaud
wagi 1,253.70 aaaars/aaud laagnaaduannaidunaaaisi
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*diayariunda Cash Balance nyngsaazidaalumniingnlul**
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Cash Balance

Cash Balance

(Col= excluded from credit limit ; xNet= prohibit Net settlement) (Col= excluded from credit limit ; xNet= prohibit Net settlement)

Stocks (Rank A-Z) Start Date End Date Stocks (Rank A-Z) Start Date End Date
CBG (T/0) 6/3/2017 12/4/2017
EE (1/0) 20/3/2017 28/4/2017
e LR SRR AHEON,
GL (T/9) 13132017 21/4/2017 SYMC (C/P from T/A) 3/3/2017 30/3/2017
GL-W4 (170) 13/3/2017 21/3/2017 ACAP (C/P from T/0) 6/3/2017 31/3/2017
ITEL (1/9) 13/3/2017 22017 ACAP-W1 (C/P from T/0) 6/3/2017 31/3/2017
EIoNo (1/0) 05208 UaE05 AU (C/P from T/0) 6/3/2017 31/3/2017
HoNo Wi (170) e0/B200 /] DAII (C/P from T/0) 6/3/2017 31/3/2017
PPM (1/9) 5/3(2017 12(%/2017 EIC (C/P from T/0) 6/3/2017 31/3/2017
PPM-W1 (170) 6/3/2017 12/4/2017 EIC-W1 (C/P from T/0) 6/3/2017 31/3/2017
Rcl (170) 20/3/2017 28/3/2017 EIC-W2 (C/P from T/0) 6/3/2017 31/3/2017
RPH (179) 13/3/2017 2132017 EIC-W3 (C/P from T/0) 6/3/2017 31/3/2017
SEAOIL-W (170) 27/3/2017 4512017 PIMO (C/P from T/0) 6/3/2017 31/3/2017
SREN (170) e0/B200 /) TLUXE (C/P from T/0) 6/3/2017 31/3/2017
TSF. (T/AL) 22[3(2017 11/4/2017 TS (C/P from T/A) 8/3/2017 4/4/2017
APCS (C/P from T/0) 13/3/2017 7/412017
CCN (C/P from T/0) 13/3/2017 7/412017
CCN-W1 (C/P from T/0) 13/3/2017 7/412017
TPIPL (C/P from T/0) 13/3/2017 7/412017
DIMET (C/P from T/0) 20/3/2017 12/4/2017
DIMET-W1 (C/P from T/0) 20/3/2017 12/4/2017
TRUBB (C/P from T/0) 20/3/2017 12/4/2017
AMA (C/P from T/0) 27/3/2017 21/4/2017
AMANAH (C/P from T/A) 27/3/2017 21/4/2017
SGF (C/P from T/0) 27/3/2017 21/4/2017
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