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 ก����� ��!ก: Long S50H17 ���ก��'(��) 984-986 /�� 0!�1����� 975.5 /��  
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SET50 Index Futures: 2�H� Trading \��\���2���
��
]̂_
 Long 0H�'GกH��   

ก����� ��!ก: Long S50H17 ���ก��'(��) 984-986 /�� 0!�1����� 975.5 /��  

ก����� ��
2�3�ก: Trading S50H17 �991:;� Short �
 Long >�ก(�9 977-
986 /�� 0!�1�����2�3)�?����
 4 /�� (~10% 1�
 I.M.)  
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())�* Long .�/# Short #�'�$�2�3� 42�5�6$'"#$�78��$��7�&5.��
92 Short 
��#�:$��/�#�; 3�<:7กก:=&��
:�����
�� Long 6>'ก?�$%&'&��	��.�ก&�ก<#5.�
���6�@����
92(A��@ Long #�'�$�>?&>� (C��&��/�#&��#�D'��� +9% �$%&'AH$ 
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92(A��@"#$���)   


M33�=�ก('��5.)'�
��
M33��N<�@"#$ SET50 6:@ S50H17 ��'� (1) C'� 
Basis "#$ S50H17 ���ก���$"H	���?�3�6>@3V2(D$(V2>	$6>'>��
W��� +0.5 3V2 (2) C'� 
Put/Call Ratio 5� Index Options :2:$�.:/#�<��$ 0.6 ��'� 3�ก����<7�&"H	�%
(D$
AH$ 2.2 ��'�5�ก:�$ ก.<. 17 (3) �#2 Short Sales �$#�D'5��@2=>����<��$ 444 
:���=�� (5ก:��C��$ก=�&/�#������ 404 :���=��) (4) a�<��$��C�7C"#$ 
S50H17 ������4&$��7�&&�())�*=�ก�ก72"H	�5��(��C'��N:���6:@ MACD  

('��
M33�:=42�.:ก&�3�กก��ก��%.:##ก"#$ก�@6(�$7��V�>'�$��>7���"��
(V�c75�.V�� 1,104 :���=�� &�กก�'��#2 Net Long 5� Index Futures ��� 1,567 
())�.�/#��� 300 :���=�� ��&AH$ �$7�=�������7�&#'#�C'���?�"H	�3�ก 34.75 
=��/2#::'��f(.�gh &�#�D'��� 35.00 =��/2#::'��f(.�gh     

5���7$ก:�V�cfก��:$�V�3H$6�@���5.� Trading Long ����	��.�ก%&'�ก7� 10% "#$
<#�f> �</�#%
:V�����ก��%���� 984-986 3V2 >2"�2�V� 975.5 3V2 

   

Basis ที่กวางขึ้นเร็ว สะทอนจิตวิทยาการลงทุนที่เปนบวก 
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SET50 Index Options: G�H���I��JH�
  USD Futures: USD/THB 2(�)�L��ก�(c!ก0!J�
  

G�H���I��JH�
  
SET50 5�a�<���(
2�.f�@:#ก��
�="H	�6A� 990-1,000 3V2 6>'
�<��@�$%2�6�$.�V�3�ก�(��C'��N:��� 6:@2���='$��	����
��=�ก 3H$���5.�
a�<�@�@ก:�$�$%&'6�' .�/#3$.�@ก��<ก&#$�
���<��$�'#�@�@(	��</�#
"H	�>'# 42�&�3V2�
:����"�:$#�D'��� 982 3V2 .�กA#�>���:$&� 3@�ก72
())�*"��.� 970-972 3V2 �@�@��	����$6�@���5.�
:'#�(A��@�'�$
5� Index Options >'#��/�#$  
 

G�H���I��JH�
 (��K��	��
��)L!�2/���ก�(!;
 
USD/THB ��7�&lmn�>�ก:= >�&�78��$ Dollar Index ���2�2>�"H	��=ก��

�@ก�8ก�@>V���8�ogก73�#=5.)'"#$42�:2f ��&
p ��&AH$ก��
�
92�q�>��:"�8�gก73"#$(.�gh ���##ก&�2�ก�'�C�2 42��N<�@2���
C��&��/�#&��qD�=�74aC����<7�&"H	��
�� 114.8 3V2 &�กก�'�C�2ก��*f"#$
>:�2��� 111.3 3V2 �@�@(	�C�2�'� USD/THB 3@
�=>��<7�&"H	�>'#.�
�(��C'��N:��� 25 ��6A� 35.00-35.10 =��/2#::'��f(.�gh      

Single Stock Futures: Long TRUEH17X  
 

Long TRUEH17X ���ก��'( 6.35-6.40 9�� 0!�1����� 6.10 9��  

��C� TRUEH17X ��7�&=�=>�����(��C'��N:��� 5 6:@ 10 �� =�7��*ก�#=
:'�$"#$ก���C:/�#�%.�5�a�<ก���$ "*@��� MACD Oscillator ��7�&�ก
g��>��#$"H	� ���5.�C�2��3@%2��.?�ก��lmn�ก:=5�:กo*@ Technical 
Rebound 5�%&'��� 42�&�6���(��C'��#�2(#=6A� 6.40 =�� C�2
ก�#=ก���C:/�#�%.���� 6.10-6.35 =��  

 

Single Stock Futures: Long KTBH17 
 

Long KTBH17 ���ก��'( 19.90-19.95 9�� 0!�1����� 19.30 9��  

��C� KTBH17 &�6��4��&
�=>��<7�&"H	� >�&6�$.�V�"#$�(��
C'��N:��� 6:@2���='$��	���('$())�*��7$=�ก vH�$A��#7$>�&ก�#= 
Parallel Uptrend Channel �$C�2�'�3@
�=>��<7�&"H	��2(#=ก�#=
=�6A� 19.90-19.95 =�� C�2ก�#=ก���C:/�#�%.��@�@(	���� 19.30-
19.90 =��  
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DISCLAIMER: ���$��N==��	32���42�=�7o�.:ก��<�f l9���v�� %v�( 3��ก2 (&.���) w=�7o�x "�#&D:���
��กy5����$��N==��	ADก32���"H	�=�</	�g��"#$6.:'$"�#&D:�����/�#�'�.�/#C����/�#�'�&�C��&
�'���/�#A/# 6:@/.�/#&�C��&ADก>�#$ #�'�$%�ก?>�&=�7o�%&'�=�#$C��&ADก>�#$C�=A���"#$"�#&D:2$ก:'�� "�#&D:6:@C��&�.?����
��กy#�D'5����$��N==��	#�3&�ก���
:����6
:$ 6ก�%" .�/#�<7�&�>7&%2�
>:#2��:�42�%&'>�#$63�$5.����=:'�$.��� =�7o�%&'&�C��&
�@($Cf���3@�ก3D$.�/#��	���5.�qD�:$�V� :$�V�v/	#.�/#"��.:ก��<�f>�&���
��กy5����$��N==��	 ��&�	$=�7o�%&'%2��=
�@ก�q:>#=6��.�/#
��C�"#$.:ก��<�f>�&"�#&D:���
��กy6>'#�'�$52 =�7o�3H$%&'�=q72�#=>'#C��&�(��.��52; ����ก72"H	�3�กก�����"�#&D:.�/#C��&�.?�5����$��N==��	%
5��%&'�'�ก�*�52ก?>�& qD�:$�V�C��8Hกo�"�#&D:6:@
5��2V:�<7�73#�'�$�#=C#=5�ก��>2(7�53:$�V� 
=�7o�"#($��:7"(7�c7z5�"�#&D:6:@C��&�.?����
��กy#�D'5����$��N==��	 .��&&75.�qD�52���"�#&D:6:@C��&�.?�5����$��N==��	%
5��
�@4���f C2:#ก 226
:$ ���v	�� ���##ก6(2$.�/#�q�6<�'>'#
(�c��*��%&'�'��	$.&2.�/#=�$('�� 42�%&'%2��=#�V)�>�
��:��:กo*f#กo�3�ก=�7o�:'�$.��� ก��:$�V�5�.:ก��<�f&�C��&�(���$ qD�:$�V�C��8Hกo�"�#&D:6:@<73��*�#�'�$�#=C#=ก'#�ก��>2(7�53
:$�V� 
=�7o�.:ก��<�f l9���v�� %v�( 3��ก2 (&.���) #�3�
��qD�2D6:(a�<C:'#$ (Market Maker) 6:@qD�##ก5=(��C)6(2$(7�c7#�V<�cf (Derivative Warrants) =�.:ก��<�f���
��ก~#�D'5����$��N==��	 42�
=�7o�h #�332���=��7�C��@.f"#$.:ก��<�f#��$#7$2$ก:'����	 2$�	� �ก:$�V�C��8Hกo����:@�#��25�.�$(/#��	���"#$5=(��C)6(2$(7�c7#�V<�cf2$ก:'��ก'#�>2(7�53:$�V� 
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��C��#$C��4:ก�����	<:7กก:=&�#'#�>�:$��?� 3�ก Dollar Index ���

�=>��<7�&"H	� .:$3�ก(.�gh �q�2���C��&��/�#&��qD�=�74aC##ก&�
2�ก�'�C�2ก��*f"#$>:�2 vH�$���5.�a�<ก���C:/�#�%.�2D�
��:=�:?ก��#� 
3�กก��:$&�6ก�'$>���ก�'��(��C'��N:��� 5 ��  

6>'5�&V&&#$"#$��� �$C�2�'���C��#$C��&�4#ก�(
�=>��<7�&"H	�>'# 
��/�#$3�ก (1) 37>�7���ก��:$�V��@�@.:$�
��=�กC'#�"��$&�ก vH�$�
��
q:3�กก��>�C��&A�#�6A:$"#$
�@c���l2�'�$ก'#�.�����	 ����$%&'�'�
&�ก��
�="H	�#>��2#ก�=�	�5�#��C>#�5ก:� (2) >��:"�8�ogก73(.�gh 
5��'�$ &.C.-ก.<. 17 �$&�4#ก�(##ก&��@:#>�:$ 3�กก73ก��&��$
�8�ogก73���.�V2�@$ก�</�#�#2D�4�=��"#$42�:2f ��&
p (3) �#$C��&�
4#ก�(ADก5���
��6.:'$<ก�$7����C��� 3�กก�����>:�2.V��(.�gh 6ก�'$
5��">v/	#&�ก�ก7�%
#�'�$�>?&>� 

('��a�<��$��C�7C A/#�'��$%2�6�$.�V�3�ก�(��C'�N:���6:@2���='$��	���
('$())�*��7$=�ก ���5.�&�:V��
�=>��<7�&"H	�>'#.�6��>���.:ก6A� 
$1,270/Oz C�2ก�#=ก���C:/�#�%.�����	��� $1,245-1,270/Oz  

 


