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CHART INSIGHT BY FINANSIA SYRUS

AV~ CHART INSIGHT

v A Morning session Chart Insight by FSS November 7, 2017
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SET50 Index Futures
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i SET50Index Options
A - SET50 Long .
Cost Profit/L
P/L $50217€1075 | BU WG WahitBrid See Index ~ S50z17C1075 o | ONVHOSS
100 975 -100 21.1 -21.1
80 S 1000 -75 21.1 -21.1
/ [ & $ 0wadit bnd See
60 o . 1025 -50 211 =211
| UOBUG6TGLTUO
10 AL 1050 -25 21.1 -21.1
piL LBUYBUOGQOULSSSnni
—F/ R L 1075 0 21.1 211
20 / WeZ Ut FUSLUSOBULBUYS
.o o e 1100 25 21.1 3.9
0 Y A F 00| (R D8)): -
975 1000 1025 1050 107}/1100 1125 1150 1175 1125 50 21.1 28.9
20
1150 75 211 53.9
40 1175 100 21.1 78.9
Intrinsi All -in- Impli Effecti
Price Change Vol. Open ntrinsic Time Value  Break Even !n mp !?d ec'Flve
Interest Value Premium Volatility Gearing
S50Z17C1025 65.00 470 79.00 3408 61.33 3.67 1090.00 0.00 13.74% 14.54
_E S50Z17C1050 42.00 3.30 276.00 3132 36.33 5.67 1092.00 0.01 11.32% 20.41
8‘ S50Z17C1075 22.90 3.70 553.00 5227 11.33 11.57 1097.90 0.01 10.07% 29.12
3 S50Z17C1100 10.20 0.80 415.00 7426 0.00 10.20 1110.20 0.02 9.63% 39.89
S50Z17C1125 5.80 1.00 682.00 8787 0.00 5.80 1130.80 0.04 11.37% 40.89
S50Z17P1025 2.10 -0.60 163.00 4598 0.00 2.10 1022.90 -0.06 11.55% -47.57
_5 S50Z17P1050 4.20 -1.10 520.00 4730 0.00 4.20 1045.80 -0.04 9.97% -47.16
g' S50Z17P1075 9.20 -2.40 487.00 5003 0.00 9.20 1065.80 -0.02 8.54% -43.55
:;:j S50Z17P1100 22.00 -3.60 397.00 4458 13.67 8.33 1078.00 -0.01 8.45% -31.79
S50Z17P1125 48.00 1.90 115.00 2526 38.67 9.33 1077.00 -0.01 14.13% -16.55
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v I SECTOR OUTLOOK

Construction Services
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I TopMost Active
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MomentumTrading

MONO TECHNOLOGY PUBLIC COMPANY LIMITED daily
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Resistance 4.90
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Swing Trading
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TOP GAINER AND LOSER

5 TOP MAINBROAD GAINER

Rank Stock PClose %Change Support Resistance Trend (1 Week) Technical View

1 DTAC 48 +7.26 46/44 50/52.25 Sideway Wi ZU T RebsuhidEL U §

2 SQ 8.10 +6.58 8/7.80 8.30/8.50 Uptrend All time high

3 HMPRO 13.10 +6.50 12.90/12.60  13.50/14 Uptrend s@E Horolr o seAID @ &L

4 BLA 36.25 +5.84 35.75/35  36.75/37.75  Downtrend r $oFOVss6El (sl

5 TU 18.90 +5.59 18.50,19. 10/ Downtrend SUL|I LOGLLOOuG6!I UL

5 TOP MAINBROAD LOSER

Rank Stock PClose %Change Support Resistance Trend (1 Week) Technical View

1 TYCN 3.60 -5.26 3.54/ ¢ 3.70/ % Downtrend L BUS Battod§ U002
2 SAWAD 70.25 -3.44 69. BQ/771.50/ Uptrend Sogowssorl U &

3  GL<NP> 7.65 -3.16 7.50/ 7.90/ ¢ Downtrend | sU WLt 26086102 SH LF Tl

4 J 2.50 -3.10 2.46/ : 2.54/ . Sideway Down WL s z L 0 Sidedvay Dawn 0

t F USWt 6 Uoces$ U LTopEaibes Ws thp Loser

- osh LOsNY (BdsB5s 06 F10E 2B EUG

-Y¥ z 6 DV@ES $Warrant

- '%g%&n%m &Us

o L (Lt )6 LSEGWa0) N it 66 BGRSGVALL SEBS D 6GSL5HI st 75U 50 GEGOMBRES **
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@' COMMODITY MARKET

WTI Ol Copper

(LIGHT CRUDE USD/1000 BBL) 60 mins (US Comex Copper (EOD))
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I Gold Futures

Sideway y 6 LSt & Spot Geld “ eomi"sémgo_oo
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6 R. S. 2017 Contracts Long Short Net YTD

Lt L 8PORS OL U$ CVJEi t] s Institution 8197 8971 774 5886

S129000Tea4000E Foreign 734 6216 -5482 -31855

Local 11646 5390 6256 25969
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- USD Futures

Thai Baht Spot Rate daily
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Market Summary & Theoretical Price

SET50 Index Futures

Series Settle
S50X17 1080.0
S50717 1088.4
S50F18 1080.0
S50H18 1089.2
S50M18 1085.8
S50U18 1083.7
Series Settle
GFz17 20080
GFG18 20140
GFJ18 20190

Series
USDX17
UsDz17
USDF18
USDH18

Change

3.0
5.6
5.7
5.3
5.2

5.7

Change

-60
-70

-50

Vol.
Contracts

6
122992
6
7967
758

285

Vol.
Contracts

113
19

3

Settle

33.16
33.18
33.14

33.19

Change Ol Change IDD;K/Setr?/ _ Theoretical
Theoretical Lower
-23 81 0 22 1087.24 1086.75
23836 335904 -5715 51 1088.59 1087.45
6 10 5 84 1085.53 1083.65
501 17960 98 143 1077.05 1073.86
-72 4835 121 233 1056.44 1051.24
-242 3581 38 324 1016.23 1008.99
Gold Futures
Change Ol Change DD;K/SeS/ _ Theoretical
Theoretical Lower
-431 2267 -70 51 20181 20160
-6 573 46 112 20232 20185
-82 98 -3 171 20280 20210
USD Futures
Change Days to Delivery

0.03 22

0.03 51

0.03 84

0.05 142

Div.
Upper Yield
1090.84 0.00
1096.94 0.00
1099.28 0.02
1100.46 0.04
1094.58 0.06
1069.26 0.09
Upper
20336
20571
20799
Theoretical
33.16
33.23
33.32
33.48

Fund
Rate

0.02
0.02
0.02
0.02
0.02

0.02

Premium /
Discount

-101.09
-91.57

-90.40

Basis

-6.33
2.07
-6.33
2.87
-0.53

-2.63

Premium
Discount

-7.24
-0.19
-5.53
12.15
29.36

67.47

Risk Free Rate

0.02

0.02

0.02

Basis

0.06
0.08
0.04

0.09
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