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S50H18C1125 41.20 -10.30 455 6,559 36.67 4.53 1166.20 0.00 8.02% 24.70
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I Top Most Active
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Momentum Trading
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Swing Trading
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TKN : TKN24C1803A
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Name TKN24C1803A Implied Volatility 58.00% Underlying Bid* DW Bid Price(THB) *
01-Feb-2018  02-Feb-2018  05-Feb-2018  06-Feb-2018  07-Feb-2018
H o)
Underlying TKN Delta 6.00% 20.80 0.04 0.03 0.03 0.03 0.03
Type Call Listing Date 20-Sep-2017 2070 003 003 003 003 003
20.60 0.03 0.03 0.03 0.03 0.02
Strike 29.380 Last Trading Date = 30-Mar-2018 . . e - - .
Conversion Ratio  3.60000 Expire 05-Apr-2018 20.40 003 003 003 002 002
Date(Maturity 20.30 0.03 0.03 0.02 0.02 0.02
Date)
20.20 0.03 0.02 0.02 0.02 0.02
Moneyness -44.02% OTM outstanding (06- 52,630,200 A e 2 0.02 0.02 0.02
Feb-2018) 20.00 0.02 0.02 0.02 0.02 0.02
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TOP GAINER AND LOSER

5 TOP MAINBROAD GAINER

m PClose %Change Support Resistance Trend (1 Week) Technical View

1 WP 11.50 +15.58 11/10.70 12.30/13 Sideway souduBniudryanailush
2 SOLAR 2.70 +13.45 2.62/2.50 2.84/2.96 Downtrend Anudssmainsnasiag
3 RS 32 +4.07 31.50/30.75 33/35 Uptrend wualitumsdudinaudauns
4 MACO 2.08 +4.00 2.02/1.96 2.20/2.28 Uptrend vzaru 2.10 umlst Upside 1
5 DTAC 48.25 +3.21 46.75/45 49.25/50 Sideway sruzdudutle Gap 7 49.25 v

5 TOP MAINBROAD LOSER

m PClose %Change Support Resistance Trend (1 Week) Technical View

1 TTCL 19.30 -7.21 19.10/18.50  19.70/20.20 Sideway godnaann Double top

2 SKE 1.76 -5.88 1.70/1.64 1.82/1.90 Sideway Up feslivan 1.74 v mwnggd
3 PTL 13.60 -5.56 13.40/13 13.90/14.30 Sideway Amvnasiumulugeil

4 VGl 6.05 -5.47 6/5.75 6.15/6.35 Sideway UP WsuAERY 6 U Limavan
5 KCE 72.25 -4.93 71.50/70 74.50/76.50 Downtrend Fafimnuidesaswin Low Tud

nuumalsznaunisidan Top Gainer uar Top Loser
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WTI Ol Copper

(LIGHT CRUDE USD/1000 BBL (EOD)) daly. (US Comex Copper (EOD)) daily
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FINANSIA
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nasn SPDR annsfionsasnasrag Institution 7560 6883 677 7607
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- USD Futures

Saudengnsou Thai Baht Spot Rate daily
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Market Summary & Theoretical Price

SET50 Index Futures

Theoretical q .
Series Settle Change C X:: - t Change Ol Change |I)) aly‘s; to Yl?“ﬁi I;u':d Basis I;temlu::
ontracts €UVeTY  Theoretical Lower Upper e ate tscou
S50G18 1161.5 -12.5 28 15 30 -5 20 1162.55 1162.08  1166.06 0.00 0.02 -0.17 -1.05
S50H18 1157.3 -15.2 327018 142615 295875 -12401 51 1164.09 1162.87  1173.02 0.00 0.02 -4.37 -6.79
S50J18 1152.5 -19.3 1 -14 16 1 79 1160.87 1158.98 1174.69 0.02 0.02 -9.17 -8.37
S50M18 1152.5 -15.8 26595 14156 27112 2637 141 1151.89 1148.52  1176.57 0.04 0.02 -9.17 0.61
S50U18 1150.5 -15.3 2579 1445 6494 -36 232 1129.85 1124.31  1170.46 0.06 0.02 -11.17 20.65
S50218 1155.5 -15.2 965 484 1916 57 323 1086.93 1079.22  1143.47 0.09 0.02 -6.17 68.57
Gold Futures
Theoretical .
Series Settle Change C Vto > ¢ Change ol Change DD alys to Plggmtumt/ Risk Free Rate
ontracts €lVerY  Theoretical Lower Upper tscoun
GFG18 20150 120 255 192 2539 194 20 19860 19851 19919 290.49 0.02
GFJ18 20190 130 128 118 1579 -49 79 19908 19875 20144 282.38 0.02
GFM18 20230 120 63 58 896 26 141 19958 19901 20380 271.82 0.02
USD Futures
Series Settle Change Days to Delivery Theoretical Basis
USDG18 31.54 0.06 20 31.49 0.10
USDH18 31.49 0.03 50 31.57 0.05
uUsDJ18 31.49 -0.02 79 31.64 0.05
UuSDM18 31.46 0.03 141 31.79 0.02
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